Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q1-2020

Country of Number of Traditional Synthetic Insurance-linked Other Not available
residence FVCs Number of % National Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total FVCs total

BE 13 11 84.6% 0% 0% 15.4% 0%

DE 44 32 72.7% 9.1% 0% 0% 18.2%

EE 0 0 0% 0 0% 0 0% 0% 0%

IE 1,186 985 83.1% 65 5.5% 16 1.3% 107 9% 13 1.1%
GR 0 0 0% 0 0% 0 0% 0 0% 0 0%

ES 272 268 98.5% 4 1.5% 0 0% 0 0% 0 0%

FR 408 356 87.3% 9 2.2% 2 0.5% 34 8.3% 7 1.7%

IT 757 605 79.9% 8 1.1% 0 0% 39 5.2% 105 13.9%

CY 0 0 0% 0 0% 0 0% 0 0% 0 0%

LU 1,262 1,031 81.7% 89 7.1% 6 0.5% 136 10.8% 0 0%

LV 0 0 0% 0 0% 0 0% 0 0% 0 0%
MT 34 17 50% 1 2.9% 0 0% 16 47.1% 0 0%

NL 373 361 96.8% 2 0.5% 0 0% 4 1.1% 6 1.6%
AT 0 0 0% 0 0% 0 0% 0 0% 0 0%

PT 16 16 100% 0 0% 0 0% 0 0% 0 0%

SI 0 0 0% 0 0% 0 0% 0 0% 0 0%

SK 0 0 0% 0 0% 0 0% 0 0% 0 0%

FI 0 0 0% 0 0% 0 0% 0 0% 0 0%

LT 0 0 0% 0 0% 0 0% 0 0% 0 0%
Euro area 4,365 3,682 84.4% 182 4.2% 24 0.5% 338 7.7% 139 3.2%
BG 9 9 100% 0 0% 0 0% 0 0% 0 0%
HR = = = = = - = - = - =
(074 = S = - = - = - = - =
DK 1 0 0% 0 0% 0 0% 1 100% 0 0%
HU = = - = - = S = S = =

PL 0 0 0% 0 0% 0 0% 0 0% 0 0%

RO = S - S = = S = S - S

SE 6 5 83.3% 0 0% 0 0% 0% 16.7%
Non-euro area 16 14 87.5% 0 0% 0 0% 1 6.3% 1 6.3%

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q4-2019

Country of Number of Traditional Synthetic Insurance-linked Other Not available
residence FVCs Number of % National Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total FVCs total

BE 13 11 84.6% 0% 0% 15.4% 0%

DE 44 32 72.7% 9.1% 0% 0% 18.2%

EE 0 0 0% 0 0% 0 0% 0% 0%

IE 1,183 981 82.9% 64 5.4% 16 1.4% 108 9.1% 14 1.2%

GR 0 0 0% 0 0% 0 0% 0 0% 0 0%

ES 269 265 98.5% 4 1.5% 0 0% 0 0% 0%

FR 408 358 87.7% 9 2.2% 2 0.5% 33 8.1% 6 1.5%

IT 769 610 79.3% 8 1% 0 0% 39 5.1% 112 14.6%

CY 0 0 0% 0 0% 0 0% 0 0% 0 0%

LU 1,270 1,038 81.7% 88 6.9% 6 0.5% 138 10.9% 0 0%

LV 0 0 0% 0 0% 0 0% 0 0% 0 0%

MT 34 17 50% 1 2.9% 0 0% 16 47.1% 0 0%

NL 373 362 97.1% 1 0.3% 0 0% 4 1.1% 6 1.6%
AT 0 0 0% 0 0% 0 0% 0 0% 0 0%

PT 15 15 100% 0 0% 0 0% 0 0% 0 0%

SI 0 0 0% 0 0% 0 0% 0 0% 0 0%

SK 0 0 0% 0 0% 0 0% 0 0% 0 0%

FI 0 0 0% 0 0% 0 0% 0 0% 0 0%

LT 0 0 0% 0 0% 0 0% 0 0% 0 0%
Euro area 4,378 3,689 84.3% 179 4.1% 24 0.5% 340 7.8% 146 3.3%
BG 9 9 100% 0 0% 0 0% 0 0% 0 0%

HR = = = = = - = - = - =
(074 = S = S = - = - = - =

DK 1 0 0% 0 0% 0 0% 1 100% 0 0%

GB = = S = = = S = S - S
HU = = S = = = = = = = =

PL 0 0 0% 0 0% 0 0% 0 0% 0 0%

RO = = - = - = = = = = =

SE 6 5 83.3% 0 0% 0 0% 0% 16.7%
Non-euro area 16 14 87.5% 0 0% 0 0% 1 6.3% 1 6.3%

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q3-2019

Country of Number of Traditional Synthetic Insurance-linked Other Not available
residence FVCs Number of % National Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total FVCs total

BE 13 11 84.6% 0 0% 0% 15.4% 0 0%

DE 38 28 73.7% 13.2% 0% 0% 13.2%

EE 0 0 0% 0 0% 0 0% 0% 0 0%

IE 1,148 952 82.9% 57 5% 15 1.3% 111 9.7% 13 1.1%
GR 0 0 0% 0 0% 0 0% 0 0% 0 0%

ES 287 283 98.6% 4 1.4% 0 0% 0 0% 0%

FR 401 360 89.8% 3 0.7% 1 0.2% 31 7.7% 6 1.5%

IT 740 576 77.8% 4 0.5% 0 0% 37 5% 123 16.6%

CY 0 0 0% 0 0% 0 0% 0 0% 0 0%

LU 1,256 1,025 81.6% 86 6.8% 6 0.5% 139 11.1% 0 0%

LV 0 0 0% 0 0% 0 0% 0 0% 0 0%
MT 34 18 52.9% 1 2.9% 0 0% 15 44.1% 0 0%

NL 378 366 96.8% 1 0.3% 0 0% 4 1.1% 7 1.9%

AT 0 0 0% 0 0% 0 0% 0 0% 0 0%

PT 17 17 100% 0 0% 0 0% 0 0% 0 0%

SI 0 0 0% 0 0% 0 0% 0 0% 0 0%

SK 0 0 0% 0 0% 0 0% 0 0% 0 0%

FI 0 0 0% 0 0% 0 0% 0 0% 0 0%

LT 0 0 0% 0 0% 0 0% 0 0% 0 0%
Euro area 4,312 3,636 84.3% 161 3.7% 22 0.5% 339 7.9% 154 3.6%
BG 9 9 100% 0 0% 0 0% 0 0% 0 0%

HR = = = = = - = - = - =
(074 = S = S = - = - = - =

DK 1 0 0% 0 0% 0 0% 1 100% 0 0%
GB = = S = = = S = S - S
HU = = S = = = = = = = =

PL 0 0 0% 0 0% 0 0% 0 0% 0 0%

RO = = - = - = = = = = =

SE 6 5 83.3% 0 0% 0 0% 0% 16.7%
Non-euro area 16 14 87.5% 0 0% 0 0% 1 6.3% 1 6.3%

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q2-2019

Country of Number of Traditional Synthetic Insurance-linked Other Not available
residence FVCs Number of % National Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total FVCs total

BE 13 11 84.6% 0 0% 0% 15.4% 0 0%

DE 36 28 77.8% 13.9% 0% 0% 3 8.3%

EE 0 0 0% 0 0% 0 0% 0% 0 0%

IE 1,130 937 82.9% 61 5.4% 15 1.3% 111 9.8% 6 0.5%
GR 0 0 0% 0 0% 0 0% 0 0% 0 0%

ES 284 281 98.9% 3 1.1% 0 0% 0 0% 0 0%

FR 379 343 90.5% 1 0.3% 1 0.3% 28 7.4% 6 1.6%

IT 720 581 80.7% 4 0.6% 0 0% 34 4.7% 101 14%
CY 0 0 0% 0 0% 0 0% 0 0% 0 0%

LU 1,235 1,012 81.9% 83 6.7% 6 0.5% 134 10.9% 0 0%
LV 0 0 0% 0 0% 0 0% 0 0% 0 0%
MT 34 18 52.9% 1 2.9% 0 0% 15 44.1% 0 0%

NL 380 369 97.1% 1 0.3% 0 0% 4 1.1% 6 1.6%
AT 0 0 0% 0 0% 0 0% 0 0% 0 0%

PT 17 17 100% 0 0% 0 0% 0 0% 0 0%

SI 0 0 0% 0 0% 0 0% 0 0% 0 0%

SK 0 0 0% 0 0% 0 0% 0 0% 0 0%

FI 0 0 0% 0 0% 0 0% 0 0% 0 0%

LT 0 0 0% 0 0% 0 0% 0 0% 0 0%
Euro area 4,228 3,597 85.1% 159 3.8% 22 0.5% 328 7.8% 122 2.9%
BG 9 9 100% 0 0% 0 0% 0 0% 0 0%

HR = = = = = - = - = - =
(074 = S = S = - = - = - =

DK 1 0 0% 0 0% 0 0% 1 100% 0 0%
GB = = S = = = S = S - S
HU = = S = = = = = = = =

PL 0 0 0% 0 0% 0 0% 0 0% 0 0%

RO = = - = - = = = = = =

SE 6 5 83.3% 0 0% 0 0% 0% 16.7%
Non-euro area 16 14 87.5% 0 0% 0 0% 1 6.3% 1 6.3%

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q1-2019

Country of Number of Traditional Synthetic Insurance-linked Other Not available
residence FVCs Number of % National Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total FVCs total

BE 13 11 84.6% 0 0% 0% 15.4% 0%

DE 34 27 79.4% 14.7% 0% 0% 5.9%

EE 0 0 0% 0 0% 0 0% 0% 0 0%

IE 1,146 923 80.5% 61 5.3% 16 1.4% 114 9.9% 32 2.8%

GR 0 0 0% 0 0% 0 0% 0 0% 0 0%

ES 283 280 98.9% 3 1.1% 0 0% 0 0% 0 0%

FR 374 338 90.4% 1 0.3% 0 0% 26 7% 9 2.4%

IT 693 558 80.5% 4 0.6% 0 0% 34 4.9% 97 14%

CY 0 0 0% 0 0% 0 0% 0 0% 0 0%

LU 1,221 1,000 81.9% 81 6.6% 6 0.5% 134 11% 0 0%

LV 0 0 0% 0 0% 0 0% 0 0% 0 0%
MT 32 17 53.1% 1 3.1% 0 0% 14 43.8% 0 0%

NL 379 371 97.9% 1 0.3% 0 0% 4 1.1% 3 0.8%

AT 0 0 0% 0 0% 0 0% 0 0% 0 0%

PT 19 19 100% 0 0% 0 0% 0 0% 0 0%

SI 0 0 0% 0 0% 0 0% 0 0% 0 0%

SK 0 0 0% 0 0% 0 0% 0 0% 0 0%

FI 0 0 0% 0 0% 0 0% 0 0% 0 0%

LT 0 0 0% 0 0% 0 0% 0 0% 0 0%
Euro area 4,194 3,544 84.5% 157 3.7% 22 0.5% 328 7.8% 143 3.4%
BG 9 9 100% 0 0% 0 0% 0 0% 0 0%

HR = = = = = - = - = - =
(074 = S = S = - = - = - =

DK 1 0 0% 0 0% 0 0% 1 100% 0 0%
GB = = S = = = S = S - S
HU = = S = = = = = = = =

PL 0 0 0% 0 0% 0 0% 0 0% 0 0%

RO = = - = - = = = = = =

SE 6 5 83.3% 0 0% 0 0% 0% 16.7%
Non-euro area 16 14 87.5% 0 0% 0 0% 1 6.3% 1 6.3%

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q4-2018

Country of Number of Traditional Synthetic Insurance-linked Other Not available
residence FVCs Number of % National Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total FVCs total

BE 14 11 78.6% 0 0% 0% 14.3% 1 7.1%

DE 39 28 71.8% 1 2.6% 0% 0% 10 25.6%
EE 0 0 0% 0 0% 0 0% 0% 0 0%

IE 1,142 931 81.5% 70 6.1% 16 1.4% 123 10.8% 2 0.2%
GR 0 0 0% 0 0% 0 0% 0 0% 0 0%

ES 289 286 99% 3 1% 0 0% 0 0% 0 0%

FR 371 335 90.3% 1 0.3% 0 0% 26 7% 9 2.4%

IT 696 560 80.5% 4 0.6% 0 0% 34 4.9% 98 14.1%

CY 0 0 0% 0 0% 0 0% 0 0% 0 0%

LU 1,244 1,023 82.2% 81 6.5% 6 0.5% 134 10.8% 0 0%

LV 0 0 0% 0 0% 0 0% 0 0% 0 0%

MT 32 17 53.1% 1 3.1% 0 0% 14 43.8% 0 0%

NL 381 374 98.2% 1 0.3% 0 0% 4 1% 2 0.5%

AT 0 0 0% 0 0% 0 0% 0 0% 0 0%

PT 21 21 100% 0 0% 0 0% 0 0% 0 0%

SI 0 0 0% 0 0% 0 0% 0 0% 0 0%

SK 0 0 0% 0 0% 0 0% 0 0% 0 0%

FI 1 0 0% 0 0% 0 0% 0 0% 1 100%

LT 0 0 0% 0 0% 0 0% 0 0% 0 0%
Euro area 4,230 3,586 84.8% 162 3.8% 22 0.5% 337 8% 123 2.9%
BG 9 9 100% 0 0% 0 0% 0 0% 0 0%

HR = = = = = - = - = - =
(074 = S = S = - = - = - =

DK 1 0 0% 0 0% 0 0% 1 100% 0 0%

GB = = S = = = S = S - S
HU = = S = = = = = = = =

PL 0 0 0% 0 0% 0 0% 0 0% 0 0%

RO = = - = - = = = = = =

SE 8 5 62.5% 0 0% 0 0% 0% 3 37.5%
Non-euro area 18 14 77.8% 0 0% 0 0% 1 5.6% 3 16.7%

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q3-2018

Country of Number of Traditional Synthetic Insurance-linked Other Not available
residence FVCs Number of % National Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total FVCs total

BE 14 11 78.6% 0% 0% 14.3% 1 7.1%

DE 30 24 80% 0% 0% 0% 6 20%

EE 0 0 0% 0 0% 0 0% 0% 0 0%

IE 1,104 889 80.5% 71 6.4% 16 1.4% 127 11.5% 1 0.1%
GR 0 0 0% 0 0% 0 0% 0 0% 0 0%

ES 307 305 99.3% 2 0.7% 0 0% 0 0% 0 0%

FR 377 344 91.2% 1 0.3% 0 0% 24 6.4% 8 2.1%

IT 660 522 79.1% 2 0.3% 0 0% 32 4.8% 104 15.8%

CY 0 0 0% 0 0% 0 0% 0 0% 0 0%

LU 1,255 1,019 81.2% 84 6.7% 7 0.6% 145 11.6% 0 0%

LV 0 0 0% 0 0% 0 0% 0 0% 0 0%

MT 32 17 53.1% 1 3.1% 0 0% 12 37.5% 2 6.3%

NL 373 366 98.1% 1 0.3% 0 0% 4 1.1% 2 0.5%

AT 0 0 0% 0 0% 0 0% 0 0% 0 0%

PT 21 21 100% 0 0% 0 0% 0 0% 0 0%

SI 0 0 0% 0 0% 0 0% 0 0% 0 0%

SK 0 0 0% 0 0% 0 0% 0 0% 0 0%

FI 0 0 0% 0 0% 0 0% 0 0% 0 0%

LT 0 0 0% 0 0% 0 0% 0 0% 0 0%
Euro area 4,173 3,518 84.3% 162 3.9% 23 0.6% 346 8.3% 124 3%
BG 8 8 100% 0 0% 0 0% 0 0% 0 0%

HR = = = = = - = - = - =
(074 = S = S = - = - = - =

DK 10 0 0% 0 0% 0 0% 0 0% 10 100%

GB = = S = = = S = S - S
HU = = S = = = = = = = =

PL 0 0 0% 0 0% 0 0% 0 0% 0 0%

RO = = - = - = = = = = =

SE 5 5 100% 0 0% 0 0% 0 0% 0 0%
Non-euro area 23 13 56.5% 0 0% 0 0% 0 0% 10 43.5%

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q2-2018

Country of Number of Traditional Synthetic Insurance-linked Other Not available
residence FVCs Number of % National Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total FVCs total

BE 14 11 78.6% 0% 0% 14.3% 1 7.1%

DE 35 28 80% 0% 0% 0% 7 20%

EE 0 0 0% 0 0% 0 0% 0% 0 0%

IE 1,053 833 79.1% 69 6.6% 16 1.5% 135 12.8% 0 0%

GR 0 0 0% 0 0% 0 0% 0 0% 0 0%

ES 310 309 99.7% 1 0.3% 0 0% 0 0% 0 0%

FR 380 345 90.8% 1 0.3% 0 0% 24 6.3% 10 2.6%

IT 645 520 80.6% 2 0.3% 0 0% 34 5.3% 89 13.8%

CY 0 0 0% 0 0% 0 0% 0 0% 0 0%

LU 1,221 994 81.4% 81 6.6% 7 0.6% 139 11.4% 0 0%

LV 0 0 0% 0 0% 0 0% 0 0% 0 0%

MT 31 17 54.8% 1 3.2% 0 0% 11 35.5% 2 6.5%

NL 367 356 97% 1 0.3% 0 0% 4 1.1% 6 1.6%
AT 0 0 0% 0 0% 0 0% 0 0% 0 0%

PT 21 21 100% 0 0% 0 0% 0 0% 0 0%

SI 0 0 0% 0 0% 0 0% 0 0% 0 0%

SK 0 0 0% 0 0% 0 0% 0 0% 0 0%

FI 0 0 0% 0 0% 0 0% 0 0% 0 0%

LT 0 0 0% 0 0% 0 0% 0 0% 0 0%
Euro area 4,077 3,434 84.2% 156 3.8% 23 0.6% 349 8.6% 115 2.8%
BG 8 8 100% 0 0% 0 0% 0 0% 0 0%

HR = = = = = - = - = - =
(074 = S = S = - = - = - =

DK 10 0 0% 0 0% 0 0% 0 0% 10 100%

GB = = S = = = S = S - S
HU = = S = = = = = = = =

PL 0 0 0% 0 0% 0 0% 0 0% 0 0%

RO = = - = - = = = = = =

SE 5 5 100% 0 0% 0 0% 0 0% 0 0%
Non-euro area 23 13 56.5% 0 0% 0 0% 0 0% 10 43.5%

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation Date: Q1-2018

By nature of securitisation

Total

Country of Number of Traditional Synthetic Insurance-linked Other Not available
residence FVCs Number of % National Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total FVCs total

BE 13 11 84.6% 0% 0% 15.4% 0 0%

DE 36 29 80.6% 0% 0% 0% 7 19.4%

EE 0 0 0% 0 0% 0 0% 0% 0 0%

IE 1,051 824 78.4% 74 7% 17 1.6% 135 12.8% 1 0.1%

GR 3 0 0% 0 0% 0 0% 0 0% 3 100%

ES 310 309 99.7% 1 0.3% 0 0% 0 0% 0 0%

FR 375 343 91.5% 0 0% 0 0% 22 5.9% 10 2.7%

IT 617 503 81.5% 2 0.3% 0 0% 34 5.5% 78 12.6%

CY 0 0 0% 0 0% 0 0% 0 0% 0 0%

LU 1,197 978 81.7% 75 6.3% 6 0.5% 138 11.5% 0 0%

LV 0 0 0% 0 0% 0 0% 0 0% 0 0%

MT 32 17 53.1% 1 3.1% 0 0% 11 34.4% 3 9.4%
NL 362 338 93.4% 0 0% 0 0% 4 1.1% 20 5.5%

AT 0 0 0% 0 0% 0 0% 0 0% 0 0%

PT 21 21 100% 0 0% 0 0% 0 0% 0 0%

SI 0 0 0% 0 0% 0 0% 0 0% 0 0%

SK 0 0 0% 0 0% 0 0% 0 0% 0 0%

FI 0 0 0% 0 0% 0 0% 0 0% 0 0%

LT 0 0 0% 0 0% 0 0% 0 0% 0 0%
Euro area 4,017 3,373 84% 153 3.8% 23 0.6% 346 8.6% 122 3%
BG 8 8 100% 0 0% 0 0% 0 0% 0 0%

HR = = = = = - = - = - =
(074 = S = S = - = - = - =

DK 10 0 0% 0 0% 0 0% 0 0% 10 100%

GB = = S = = = S = S - S
HU = = S = = = = = = = =

PL 0 0 0% 0 0% 0 0% 0 0% 0 0%

RO = = - = - = = = = = =

SE 5 5 100% 0 0% 0 0% 0 0% 0 0%
Non-euro area 23 13 56.5% 0 0% 0 0% 0 0% 10 43.5%

- " data are not available

European Central Bank




Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q4-2017

Country of Number of Traditional Synthetic Insurance-linked Other Not available
residence FVCs Number of % National Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total FVCs total

BE 14 12 85.7% 0% 0% 14.3% 0 0%

DE 40 32 80% 0% 0% 0% 8 20%

EE 0 0 0% 0 0% 0 0% 0% 0 0%

IE 992 763 76.9% 73 7.4% 19 1.9% 137 13.8% 0 0%

GR 0 0 0% 0 0% 0 0% 0 0% 0 0%

ES 318 317 99.7% 1 0.3% 0 0% 0 0% 0 0%

FR 369 337 91.3% 0 0% 0 0% 21 5.7% 11 3%

IT 651 519 79.7% 2 0.3% 0 0% 37 5.7% 93 14.3%

CY 0 0 0% 0 0% 0 0% 0 0% 0 0%

LU 1,195 976 81.7% 74 6.2% 6 0.5% 139 11.6% 0 0%

LV 0 0 0% 0 0% 0 0% 0 0% 0 0%

MT 28 16 57.1% 1 3.6% 0 0% 11 39.3% 0 0%

NL 365 342 93.7% 0 0% 0 0% 4 1.1% 19 5.2%

AT 0 0 0% 0 0% 0 0% 0 0% 0 0%

PT 20 20 100% 0 0% 0 0% 0 0% 0 0%

SI 0 0 0% 0 0% 0 0% 0 0% 0 0%

SK 0 0 0% 0 0% 0 0% 0 0% 0 0%

FI 0 0 0% 0 0% 0 0% 0 0% 0 0%

LT 0 0 0% 0 0% 0 0% 0 0% 0 0%
Euro area 3,992 3,334 83.5% 151 3.8% 25 0.6% 351 8.8% 131 3.3%
BG 7 7 100% 0 0% 0 0% 0 0% 0 0%

HR = = = = = - = - = - =
(074 = S = S = - = - = - =

DK 10 0 0% 0 0% 0 0% 0 0% 10 100%

GB = = S = = = S = S - S
HU = = S = = = = = = = =

PL 0 0 0% 0 0% 0 0% 0 0% 0 0%

RO = = - = - = = = = = =

SE 5 5 100% 0 0% 0 0% 0 0% 0 0%
Non-euro area 22 12 54.5% 0 0% 0 0% 0 0% 10 45.5%

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q3-2017

Country of Number of Traditional Synthetic Insurance-linked Other Not available
residence FVCs Number of % National Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total FVCs total

BE 15 13 86.7% 0% 0% 13.3% 0 0%

DE 40 33 82.5% 0% 0% 0% 7 17.5%

EE 0 0 0% 0 0% 0 0% 0% 0 0%

IE 940 713 75.9% 71 7.6% 18 1.9% 137 14.6% 1 0.1%

GR 4 0 0% 0 0% 0 0% 0 0% 4 100%

ES 331 330 99.7% 1 0.3% 0 0% 0 0% 0 0%

FR 370 339 91.6% 0 0% 0 0% 21 5.7% 10 2.7%

IT 633 486 76.8% 1 0.2% 0 0% 35 5.5% 111 17.5%

CY 0 0 0% 0 0% 0 0% 0 0% 0 0%

LU 1,186 960 80.9% 69 5.8% 6 0.5% 151 12.7% 0 0%

LV 0 0 0% 0 0% 0 0% 0 0% 0 0%

MT 31 17 54.8% 1 3.2% 0 0% 12 38.7% 1 3.2%
NL 357 332 93% 0 0% 0 0% 4 1.1% 21 5.9%

AT 0 0 0% 0 0% 0 0% 0 0% 0 0%

PT 23 23 100% 0 0% 0 0% 0 0% 0 0%

SI 0 0 0% 0 0% 0 0% 0 0% 0 0%

SK 0 0 0% 0 0% 0 0% 0 0% 0 0%

FI 0 0 0% 0 0% 0 0% 0 0% 0 0%

LT 0 0 0% 0 0% 0 0% 0 0% 0 0%
Euro area 3,930 3,246 82.6% 143 3.6% 24 0.6% 362 9.2% 155 3.9%
BG 7 7 100% 0 0% 0 0% 0 0% 0 0%

HR = = = = = - = - = - =
(074 = S = S = - = - = - =

DK 10 0 0% 0 0% 0 0% 0 0% 10 100%

GB = = S = = = S = S - S
HU = = S = = = = = = = =

PL 0 0 0% 0 0% 0 0% 0 0% 0 0%

RO = = - = - = = = = = =

SE 5 5 100% 0 0% 0 0% 0 0% 0 0%
Non-euro area 22 12 54.5% 0 0% 0 0% 0 0% 10 45.5%

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation Date: Q2-2017

By nature of securitisation

Total

Eg:ir;:xczf Number of Traditional Synthetic Insurance-linked Other Not available
FVCs Number % National Number % National Number % National Number % National Number % National
of FVCs total of FVCs total of FVCs total of FVCs total of FVCs total

BE 15 13 86.7 0 0.0 0 0.0 2 13.3 0 0.0
DE 40 33 82.5 0 0.0 0 0.0 0 0.0 7 17.5
EE 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
1IE 888 655 73.8 0 0.0 20 2 136 15.3 77 8.7
GR (V] 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
ES 329 327 99.4 1 0.3 0 0.0 0 0.0 1 0.3
FR 360 332 92.2 0 0.0 0 0.0 19 5.3 9 2.5
IT 608 476 78.3 0 0.0 0 0.0 34 5.6 98 16.1
CcYy (1] 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
LU 1,150 936 81.4 0 0.0 6 0.5 148 12.9 60 5.2
LV (1] 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
MT 31 17 54.8 0 0.0 0 0.0 12 38.7 2 6.5
NL 369 355 96.2 0 0.0 0 0.0 4 1.1 10 2.7
AT 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
PT 23 23 100 0 0.0 0 0.0 0 0.0 0 0.0
SI 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
SK 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
FI 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
LT 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
Euro area 3,813 3,167 83.1 1 0.0 26 0.7 355 9.3 264 6.9
BG 8 8 100 0 0.0 0 0.0 0 0.0 0 0.0
HR - - - - - - - - - - -
(o4 - - - - - - - - - - -
DK 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
GB - - - - - - - - - - -
HU - - - - - - - - - - -
PL 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
RO - - - - - - - - - - -
SE 5 5 100 0 0.0 0 0.0 0 0.0 0 0.0
Non-euro area 13 13 92.9 0 0.0 0 0.0 0 0.0 0 0.0

n

- " data are not available European Central Bank



Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q1-2017

Eg:ir;:xczf Number of Traditional Synthetic Insurance-linked Other Not available
FVCs Number % National Number % National Number % National Number % National Number % National
of FVCs total of FVCs total of FVCs total of FVCs total of FVCs total

BE 15 13 86.7 0 0.0 0 0.0 2 13.3 0 0.0
DE 44 35 79.5 9 20.5 0 0.0 0 0.0 0 0.0
EE 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
1IE 869 634 73 77 8.9 19 22 139 16 0 0.0
GR (V] 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
ES 322 321 99.7 1 0.3 0 0.0 0 0.0 0 0.0
FR 351 322 91.7 4 1.1 0 0.0 18 5.1 7 2
IT 582 452 77.7 1 0.2 0 0.0 35 6 94 16.2
CcYy (V] 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
LU 1,122 920 82 49 4.4 6 0.5 147 13.1 0 0.0
LV (1] 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
MT 31 17 54.8 1 3.2 0 0.0 12 38.7 1 3.2
NL 372 357 96 10 2.7 0 0.0 4 1.1 1 0.3
AT 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
PT 23 23 100 0 0.0 0 0.0 0 0.0 0 0.0
SI 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
SK 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
FI 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
LT 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
Euro area 3,731 3,094 82.9 152 4.1 25 0.7 357 9.6 103 2.8
BG 8 8 100 0 0.0 0 0.0 0 0.0 0 0.0
HR - - - - - - - - - - -
(o4 - - - - - - - - - - -
DK 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
GB - - - - - - - - - - -
HU - - - - - - - - - - -
PL 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
RO - - - - - - - - - - -
SE 5 5 100 0 0.0 0 0.0 0 0.0 0 0.0
Non-euro area 13 13 92.9 0 0.0 0 0.0 0 0.0 0 0.0

n

- " data are not available

European Central Bank




Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q4-2016

Eg:ir;:xczf Number of Traditional Synthetic Insurance-linked Other Not available
FVCs Number % National Number % National Number % National Number % National Number % National
of FVCs total of FVCs total of FVCs total of FVCs total of FVCs total

BE 16 14 87.5 0 0.0 0 0.0 2 12.5 0 0.0
DE 53 42 79.2 11 20.8 0 0.0 0 0.0 0 0.0
EE 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
1IE 816 580 71.1 78 9.6 20 2.5 138 16.9 0 0.0
GR (V] 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
ES 322 322 100 0 0.0 0 0.0 0 0.0 0 0.0
FR 337 312 92.6 4 1.2 0 0.0 18 5.3 3 0.9
IT 590 453 76.8 1 0.2 0 0.0 35 5.9 101 171
CcYy (1] 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
LU 1,104 909 82.3 47 4.3 5 0.5 143 13 0 0.0
LV (1] 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
MT 26 14 53.8 1 3.8 0 0.0 10 38.5 1 3.8
NL 450 432 96 11 24 0 0.0 5 1.1 2 0.4
AT 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
PT 23 23 100 0 0.0 0 0.0 0 0.0 0 0.0
SI 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
SK 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
FI 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
LT 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
Euro area 3,737 3,101 83.0 153 4.1 25 0.7 351 9.4 107 2.9
BG 8 8 100 0 0.0 0 0.0 0 0.0 0 0.0
HR - - - - - - - - - - -
(o4 - - - - - - - - - - -
DK 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
GB - - - - - - - - - - -
HU - - - - - - - - - - -
PL 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
RO - - - - - - - - - - -
SE 6 6 100 0 0.0 0 0.0 0 0.0 0 0.0
Non-euro area 14 14 100.0 0 0.0 0 0.0 0 0.0 0 0.0

n

- " data are not available

European Central Bank




Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q3-2016

Eg:ir;:xczf Number of Traditional Synthetic Insurance-linked Other Not available
FVCs Number % National Number % National Number % National Number % National Number % National
of FVCs total of FVCs total of FVCs total of FVCs total of FVCs total

BE 16 14 87.5 0 0.0 0 0.0 2 12.5 0 0.0
DE 52 42 80.8 10 19.2 0 0.0 0 0.0 0 0.0
EE 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
1IE 810 574 70.9 78 9.6 18 22 140 17.3 0 0.0
GR (V] 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
ES 351 351 100 0 0.0 0 0.0 0 0.0 0 0.0
FR 326 301 92.3 4 1.2 0 0.0 20 6.1 1 0.3
IT 568 433 76.2 0 0.0 0 0.0 32 5.6 103 18.1
CcYy (1] 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
LU 1,059 869 82.1 42 4 6 0.6 142 13.4 0 0.0
LV (1] 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
MT 23 13 56.5 1 4.3 0 0.0 8 34.8 1 4.3
NL 455 437 96 11 24 0 0.0 5 1.1 2 0.4
AT 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
PT 26 26 100 0 0.0 0 0.0 0 0.0 0 0.0
SI 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
SK 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
FI 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
LT 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
Euro area 3,686 3,060 83.0 146 4.0 24 0.7 349 9.5 107 2.9
BG 8 8 100 0 0.0 0 0.0 0 0.0 0 0.0
HR - - - - - - - - - - -
(o4 - - - - - - - - - - -
DK 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
GB - - - - - - - - - - -
HU - - - - - - - - - - -
PL 0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
RO - - - - - - - - - - -
SE 6 6 100 0 0.0 0 0.0 0 0.0 0 0.0
Non-euro area 14 14 100.0 0 0.0 0 0.0 0 0.0 0 0.0

n

- " data are not available

European Central Bank




Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q2-2016

Eg:ir;:xczf Number of Traditional Synthetic Insurance-linked Other Not available
FVCs Number % National Number % National Number % National Number % National Number % National
of FVCs total of FVCs total of FVCs total of FVCs total of FVCs total

BE 17 15 88.2 0 = 0 = 2 11.8 0 =
DE 52 42 80.8 10 19.2 0 o 0 o 0 =
EE 0 0 = 0 o 0 = 0 o 0 =
1IE 800 563 70.4 80 10 17 2.1 140 17.5 0 o
GR 0 0 = 0 o 0 = 0 o 0 =
ES 362 362 100 0 S 0 = 0 S 0 =
FR 317 293 R 4 1.3 0 = 20 6.3 0 =
IT 550 429 78 0 = 0 = 31 5.6 90 16.4
CcYy 0 0 = 0 o 0 = 0 o 0 =
LU 1,000 819 81.9 39 3.9 5 0.5 137 13.7 0 =
LV 0 0 = 0 o 0 o 0 = 0 =
MT 23 13 56.5 1 4.3 0 = 8 34.8 1 4.3
NL 443 426 96.2 11 2.5 0 o 5 1.1 1 0.2
AT 0 0 = 0 o 0 = 0 o 0 =
PT 27 27 100 0 = 0 = 0 = 0 =
SI 0 0 S 0 o 0 = 0 o 0 =
SK 0 0 = 0 = 0 = 0 = 0 =
FI 0 0 S 0 o 0 o 0 = 0 o
LT 0 0 = 0 = 0 = 0 = 0 =
Euro area 3,591 2,989 83.2 145 4.0 22 0.6 343 9.6 92 2.6
BG 8 8 100 0 o 0 o 0 o 0 =
HR - - - - - - - - - - -
(o4 - - - - - - - - - - -
DK 0 0 = 0 = 0 = 0 = 0 =
GB - - - - - - - - - - -
HU - - - - - - - - - - -
PL 0 0 = 0 o 0 o 0 o 0 o
RO - - - - - - - - - - -
SE 6 6 100 0 = 0 = 0 = 0 =
Non-euro area 14 14 100.0 0 0.0 0 0.0 0 0.0 0 0.0

n

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q1-2016

Eg:ir;:xczf Number of Traditional Synthetic Insurance-linked Other Not available
FVCs Number % National Number % National Number % National Number % National Number % National
of FVCs total of FVCs total of FVCs total of FVCs total of FVCs total

BE 17 15 88.2 0 = 0 = 2 11.8 0 =
DE 51 41 80.4 10 19.6 0 = 0 o 0 o
EE 0 0 = 0 o 0 = 0 = 0 =
1IE 803 561 69.9 88 11 16 2 138 17.2 0 =
GR 0 0 = 0 o 0 = 0 o 0 =
ES 363 363 100 0 S 0 = 0 S 0 =
FR 311 290 93.2 4 1.3 0 = 17 5.5 0 =
IT 535 405 75.7 0 = 0 = 36 6.7 94 17.6
CcYy 0 0 = 0 o 0 = 0 o 0 =
LU 975 797 81.7 36 3.7 5 0.5 137 14.1 0 =
LV 0 0 = 0 o 0 o 0 = 0 =
MT 21 12 57.1 1 4.8 0 = 7 33.3 1 4.8
NL 444 427 96.2 11 245 0 o 5 1.1 1 0.2
AT 0 0 = 0 o 0 = 0 o 0 =
PT 26 26 100 0 = 0 = 0 = 0 =
SI 0 0 S 0 o 0 = 0 o 0 =
SK 0 0 = 0 = 0 = 0 = 0 =
FI 0 0 S 0 o 0 o 0 = 0 =
LT 0 0 = 0 = 0 = 0 = 0 =
Euro area 3,546 2,937 82.8 150 4.2 21 0.6 342 9.6 96 2.7
BG 8 8 100 0 o 0 o 0 o 0 =
HR - - - - - - - - - - -
(o4 - - - - - - - - - - -
DK 0 0 = 0 = 0 = 0 = 0 =
GB - - - - - - - - - - -
HU - - - - - - - - - - -
PL 0 0 = 0 o 0 o 0 = 0 =
RO - - - - - - - - - - -
SE 6 6 100 0 = 0 = 0 = 0 =
Non-euro area 14 14 100.0 0 0.0 0 0.0 0 0.0 0 0.0

n

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q4-2015

Eg:ir;:xczf Number of Traditional Synthetic Insurance-linked Other Not available
FVCs Number %o National Number %o National Number %o National Number % National Number %o National
of FVCs total of FVCs total of FVCs total of FVCs total of FVCs total

BE 17 15 88.2 0 = 0 = 2 11.8 0 =
DE 55 44 80 11 20 0 o 0 o 0 o
EE 0 0 = 0 o 0 = 0 o 0 =
1IE 799 592 74.1 107 13.4 14 1.8 80 10 6 0.8
GR 0 0 = 0 o 0 = 0 o 0 =
ES 396 396 100 0 S 0 = 0 S 0 =
FR 310 291 93.9 4 1.3 0 = 15 4.8 0 =
IT 530 412 77.7 0 = 0 = 36 6.8 82 15.5
CcYy 0 0 = 0 o 0 = 0 o 0 =
LU 962 785 81.6 39 4.1 4 0.4 134 13.9 0 =
LV 0 0 = 0 o 0 o 0 = 0 =
MT 18 10 55.6 1 5.6 0 = 6 33.3 1 5.6
NL 440 423 96.1 11 2.5 0 o 5 1.1 1 0.2
AT 0 0 = 0 o 0 = 0 o 0 =
PT 27 27 100 0 = 0 = 0 = 0 =
SI 0 0 S 0 o 0 = 0 o 0 =
SK 0 0 = 0 = 0 = 0 = 0 =
FI 0 0 S 0 o 0 o 0 = 0 o
LT 0 0 = 0 = 0 = 0 = 0 =
Euro area 3,554 2,995 84.3 173 4.9 18 0.5 278 7.8 90 2.5
BG 8 8 100 0 o 0 o 0 o 0 o
HR - - - - - = = = = - =
(o4 - - - - - - - - - - -
DK 0 0 = 0 = 0 = 0 = 0 =
GB - - - - - - - - - - -
HU - - - - - = = = = - =
PL 0 0 = 0 o 0 o 0 o 0 o
RO - - - - - = = = = - =
SE 6 6 100 0 o 0 = 0 o 0 o
Non-euro area 14 14 100.0 0 0.0 0 0.0 0 0.0 0 0.0

n

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation Date: Q3-2015

By nature of securitisation

Total

Eg:ir;:xczf Number of Traditional Synthetic Insurance-linked Other Not available
FVCs Number %o National Number %o National Number %o National Number % National Number %o National
of FVCs total of FVCs total of FVCs total of FVCs total of FVCs total

BE 18 15 83.3 0 o 0 = 3 16.7 0 =
DE 57 47 82.5 10 17.5 0 o 0 o 0 =
EE 0 0 = 0 o 0 = 0 o 0 =
1IE 791 566 71.6 138 17.4 7 0.9 74 9.4 6 0.8
GR 0 0 = 0 o 0 = 0 o 0 =
ES 392 392 100 0 = 0 = 0 o 0 =
FR 323 281 87 3 0.9 0 = 16 5 23 7.1
IT 516 384 74.4 0 = 0 = 29 5.6 103 20
CcYy 0 0 = 0 o 0 = 0 o 0 =
LU 880 707 80.3 38 4.3 4 0.5 131 14.9 0 =
LV 0 0 = 0 o 0 o 0 = 0 =
MT 11 4 36.4 1 9.1 0 = 6 54.5 0 =
NL 441 424 96.1 11 2.5 0 o 5 1.1 1 0.2
AT 0 0 = 0 o 0 = 0 o 0 =
PT 27 27 100 0 = 0 = 0 = 0 =
SI 0 0 S 0 o 0 = 0 o 0 =
SK 0 0 = 0 = 0 = 0 = 0 =
FI 0 0 S 0 o 0 o 0 = 0 o
LT 0 0 = 0 = 0 = 0 = 0 =
Euro area 3,456 2,847 82.4 201 5.8 11 0.3 264 7.6 133 3.8
BG 8 8 100 0 o 0 o 0 o 0 o
HR - - - - - = = = = - =
(o4 - - - - - - - - - - -
DK 0 0 = 0 = 0 = 0 = 0 =
GB - - - - - - - - - - -
HU - - - - - = = = = - =
PL 0 0 = 0 o 0 o 0 o 0 o
RO - - - - - = = = = - =
SE 5 5 100 0 o 0 = 0 o 0 o
Non-euro area 13 13 100.0 0 0.0 0 0.0 0 0.0 0 0.0

n

- " data are not available European Central Bank



Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q2-2015

Eg:ir;:xczf Number of Traditional Synthetic Insurance-linked Other Not available
FVCs Number % National Number % National Number % National Number % National Number % National
of FVCs total of FVCs total of FVCs total of FVCs total of FVCs total

BE 18 15 83.3 0 o 0 = 3 16.7 0 =
DE 58 47 81 11 19 0 o 0 o 0 o
EE 0 0 = 0 o 0 = 0 o 0 =
1IE 802 576 71.8 139 17.3 5 0.6 74 9.2 8 1
GR 0 0 = 0 o 0 = 0 o 0 =
ES 393 393 100 0 S 0 = 0 S 0 =
FR 316 278 88 3 0.9 0 = 17 5.4 18 5.7
IT 499 415 83.2 0 = 0 = 31 6.2 53 10.6
CcYy 0 0 = 0 o 0 = 0 o 0 =
LU 862 694 80.5 38 4.4 4 0.5 126 14.6 0 =
LV 0 0 = 0 o 0 o 0 = 0 =
MT 9 3 33.3 1 11.1 0 = 5 55.6 0 =
NL 425 409 96.2 11 2.6 0 o 5 1.2 0 =
AT 0 0 = 0 o 0 = 0 o 0 =
PT 29 29 100 0 = 0 = 0 = 0 =
SI 0 0 S 0 o 0 = 0 o 0 =
SK 0 0 = 0 = 0 = 0 = 0 =
FI 0 0 S 0 o 0 o 0 = 0 o
LT 0 0 = 0 = 0 = 0 = 0 =
Euro area 3,411 2,859 83.8 203 6.0 9 0.3 261 7.7 79 2.3
BG 8 8 100 0 o 0 o 0 o 0 =
HR - - - - - - - - - - -
(o4 - - - - - - - - - - -
DK 0 0 = 0 = 0 = 0 = 0 =
GB - - - - - - - - - - -
HU - - - - - - - - - - -
PL 0 0 = 0 o 0 o 0 o 0 o
RO - - - - - - - - - - -
SE 5 5 100 0 = 0 = 0 = 0 =
Non-euro area 13 13 100.0 0 0.0 0 0.0 0 0.0 0 0.0

n

- " data are not available

European Central Bank




Financial vehicle corporations per country and nature of securitisation

Total

By nature of securitisation

Date: Q1-2015

Eg:ir;:xczf Number of Traditional Synthetic Insurance-linked Other Not available
FVCs Number % National Number % National Number % National Number % National Number % National
of FVCs total of FVCs total of FVCs total of FVCs total of FVCs total

BE 18 15 83.3 0 o 0 = 3 16.7 0 =
DE 60 49 81.7 11 18.3 0 o 0 o 0 o
EE 0 0 = 0 o 0 = 0 = 0 =
1IE 816 589 72.2 140 17.2 5 0.6 73 8.9 9 1.1
GR 0 0 = 0 o 0 = 0 o 0 =
ES 388 388 100 0 S 0 = 0 S 0 =
FR 305 269 88.2 3 1 0 = 17 5.6 16 5.2
IT 483 412 85.3 0 = 0 = 31 6.4 40 8.3
CcYy 0 0 = 0 o 0 = 0 o 0 =
LU 713 562 78.8 35 4.9 2 0.3 114 16 0 =
LV 0 0 = 0 o 0 o 0 = 0 =
MT 8 2 25 1 12.5 0 = 5 62.5 0 =
NL 436 420 96.3 11 245 0 o 5 1.1 0 =
AT 0 0 = 0 o 0 = 0 o 0 =
PT 29 29 100 0 = 0 = 0 = 0 =
SI 0 0 S 0 o 0 = 0 o 0 =
SK 0 0 = 0 = 0 = 0 = 0 =
FI 0 0 S 0 o 0 o 0 = 0 =
LT 0 0 = 0 = 0 = 0 = 0 =
Euro area 3,256 2,735 84.0 201 6.2 7 0.2 248 7.6 65 2.0
BG 8 8 100 0 o 0 o 0 o 0 =
HR - - - - - - - - - - -
(o4 - - - - - - - - - - -
DK 0 0 = 0 = 0 = 0 = 0 =
GB - - - - - - - - - - -
HU - - - - - - - - - - -
PL 0 0 = 0 o 0 o 0 = 0 =
RO - - - - - - - - - - -
SE 4 4 100 0 = 0 = 0 = 0 =
Non-euro area 12 12 100.0 0 0.0 0 0.0 0 0.0 0 0.0

n

- " data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation Date: 04-2014

By nature of securitisation

Country of N::::g:er Traditional Synthetic Other Not available
residence of FVCs Number of %o National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total

BE 19 17 89.5 0 = 2 10.5 0 =

DE 56 45 80.4 11 19.6 0 = 0 =

EE 0 0 = 0 = 0 = 0 =

IE 760 527 69.3 151 19.9 74 9.7 8 1.1

GR 0 0 = 0 = 0 = 0 =

ES 401 401 100 0 o 0 = 0 =

FR 299 279 93.3 3 1 17 5.7 0 -

IT 457 422 92.3 0 o 30 6.6 5 1.1

CY 0 0 - 0 = 0 = 0 =

LU 651 509 78.2 34 5.2 106 16.3 2 0.3

LV 0 0 - 0 = 0 = 0 =

MT 6 2 333 0 o 2 33.3 2 33.3

NL 453 434 95.8 13 2.9 6 1.3 0 =

AT 0 0 = 0 o 0 o 0 o

PT 30 30 100 0 = 0 = 0 =

SI 0 0 = 0 o 0 = 0 =

SK 0 0 = 0 o 0 = 0 =

FI 0 0 = 0 = 0 = 0 =

LT 0 0 = 0 o 0 = 0 =
Euro area total 3,132 2,666 85.1 212 6.8 237 7.6 17 0.5
BG 8 8 100 0 = 0 = 0 =

HR > = = = = = = = =

cz S S = = S = S = S

DK = = = = = = = = =

GB S S = = S = S = S

HU = = = = = = = = =

PL 0 0 o 0 o 0 = 0 =

RO S = = = = = = = =

SE 4 = = o o o o 4 100
Non-euro area total 12 8 66.7 0 0.0 0 0.0 4 33.3

" - " data are not available European Central Bank



Financial vehicle corporations per country and nature of securitisation

Date: 03-2014

BE 21 20 95.2 0 = 1 4.8 0 =
DE 59 47 79.7 12 20.3 = 0 =
EE 0 0 = 0 = = 0 =
IE 762 527 69.2 154 20.2 74 9.7 7 0.9
GR 0 0 = 0 = 0 = 0 =
ES 412 412 100 0 o 0 = 0 =
FR 283 264 93.3 2 0.7 17 6 0 =
IT 452 452 100 0 o 0 = 0 =
CY 0 0 = 0 = 0 = 0 =
LU 648 504 77.8 34 5.2 110 17 0 o
LV 0 0 - 0 = 0 = 0 =
MT 6 2 333 0 o 2 33.3 2 33.3
NL 441 423 95.9 12 2.7 6 1.4 0 -
AT 0 0 = 0 o 0 o 0 o
PT 31 31 100 0 = 0 = 0 =
SI 0 0 = 0 o 0 = 0 =
SK 0 0 = 0 o 0 = 0 =
FI 0 0 = 0 = 0 = 0 =
Euro area total 3,115 2,682 86.1 214 6.9 210 6.7 9 0.3
BG 8 8 100 0 = 0 = 0 =
HR = S = = = = = = =
cz > = = - - - - - -
DK S S = = = = = = =
GB = = = - - - - - -
LT 0 0 o 0 o 0 = 0 =
HU = = = = = = = = =
PL 0 0 o 0 o 0 = 0 =
RO S = = = = = = = =
SE = S = = = = = = =
Non-euro area total 8 8 100.0 0 0.0 0 0.0 0 0.0

"

- " data are not available

European Central Bank




Financial vehicle corporations per country and nature of securitisation Date: 02-2014

BE 21 20 95.2 0 = 1 4.8 0 =
DE 57 45 78.9 12 21.1 0 = 0 =
EE 0 0 = 0 = 0 = 0 =
1IE 737 509 69.1 155 21 66 9 7 0.9
GR 0 0 = 0 = 0 = 0 =
ES 410 410 100 0 o 0 = 0 =
FR 271 252 93 2 0.7 17 6.3 0 =
IT 385 373 96.9 0 o 0 = 12 3.1
CY 0 0 = 0 = 0 = 0 =
LU 669 520 77.7 33 4.9 115 17.2 1 0.1
LV 0 0 - 0 = 0 = 0 =
MT 6 2 333 0 o 2 33.3 2 33.3
NL 436 420 96.3 12 2.8 4 0.9 0 =
AT 0 0 = 0 o 0 o 0 o
PT 32 32 100 0 = 0 = 0 =
SI 0 0 = 0 o 0 = 0 =
SK 0 0 = 0 o 0 = 0 =
FI 0 0 = 0 = 0 = 0 =
Euro area total 3,024 2,583 85.4 214 7.1 205 6.8 22 0.7
BG 8 8 100 0 = 0 = 0 =
HR = S = = S = S = S
cz > = = = = = = = =
DK S S = = S = S = S
GB = = = = = = = = =
LT 0 0 o 0 o 0 = 0 =
HU = S = = S = = = =
PL 0 0 o 0 o 0 = 0 =
RO = = = = = = = = =
SE = S = = S = S = S
Non-euro area total 8 8 100.0 0 0.0 0 0.0 0 0.0

" - " data are not available European Central Bank




Financial vehicle corporations per country and nature of securitisation

Date: 01-2014

BE 21 20 95.2 0 - 1 48 0 -
DE 62 43 69.4 13 21 0 - 6 9.7

EE 0 0 - 0| - 0 - 0| -

IE 728 485 66.6 171 235 62 8.5 10 1.4

GR 0 0 - 0| - 0 - 0| -

ES 412 412 100 0 - 0 - 0 -

FR 260 243 93.5 2] 0.8 15 5.8 0] -

m 361 361 100 0 - 0 - 0 -

Y 0 0 - 0| - 0 - 0| -

LU 663 512 77.2 32 48 115 17.3 4 0.6

LV 0 0 - 0| - 0 - 0] -

MT 6 2 333 0 - 2 33.3 2 33.3

NL 469 448 95.5 17| 3.6 4 0.9 0] -

AT 1 1 100 0 - 0 - 0 -

PT 32 32 100 0| - 0 - 0| -

sI 0 0 - 0 - 0 - 0 -

sK 0 0 - 0| - 0 - 0| -

FI 0 0 - 0 - 0 - 0 -

Euro area total 3015 2559 84.9 235 7.8 199 6.6 22 0.7
BG 9 9 100 0 - 0 - 0 -

HR ; - - - - - - - -

£ O S T I N
DK ; - - - - - - - -

. ) S T I N

LT 0 0 - 0 - 0 - 0 -

“ S ) T I N

PL 63 63 100 0 - 0 - 0 -

o S e S T I

SE - - - - - - - - -
Non-euro area total 72 72 100.0 0 0.0 0 0.0 0 0.0

"

- " data are not available

European Central Bank




Financial vehicle corporations per country and nature of securitisation Date: Q4-2013

By nature of securitisation

Country of Total Traditional Synthetic Other Not available
residence Nu::,b;r of Number of % National Number of % National Number of % National Number of % National
® FVCs total FVCs total FVCs total FVCs total

BE 21 20 95.2 0 - | 4.8 0 -

DE 54 42 778 12 222 0 - 0 -

EE 0 0 - 0 - 0 - 0 -

IE 726 488 67.2 172 23.7 56 7.7 10 1.4

GR 0 0 - 0 - 0 - 0 -

ES 436 436 100.0 0 - 0 - 0 -

FR 262 245 93.5 2 0.8 15 5.7 0 -

IT 361 361 100.0 0 - 0 - 0 -

CY 0 0 - 0 - 0 - 0 -

LU 647 499 77.1 28 43 110 17 10 1.5

Lv - - - - - - - - -

MT 0 0 - 0 - 0 - 0 o

NL 459 438 95.4 17 3.7 4 0.9 0 -
AT 1 | 100.0 0 - 0 - 0 -

PT 35 35 100.0 0 - 0 - 0 -

SI 0 0 - 0 - 0 = 0 -

SK 0 0 - 0 - 0 - 0 -

FI 0 0 - 0 - 0 - 0 -
Euro area total 3 002 2 565 85.4 231 1.7 186 6.2 20 0.7
BG 9 9 100.0 0 - 0 - 0 -
HR - - - - - - - - -
cz - - - - - - - - -
DK - - - - - - - - =
GB - - - - - - - - -

LT 0 0 - 0 - 0 - 0 -

HU - - - - - - - - -

PL 46 46 100.0 0 - 0 - 0 -

RO - - - - - - - - -

SE - - - - - - - - -
Non-euro area total 55 55 100.0 0 0.0 0 0.0 0 0.0

- " data are not available European Central Bank



Financial vehicle corporations per country and nature of securitisation Date: Q3-2013

By nature of securitisation

Country of Total Traditional Synthetic Other Not available
residence Nu::,b;r of Number of % National Number of % National Number of % National Number of % National
® FVCs total FVCs total FVCs total FVCs total
BE 21 20 95.2 0 - | 4.8 0 -
DE 54 41 75.9 13 24.1 0 - 0 -
EE 0 0 - 0 - 0 - 0 -
IE 725 487 67.2 173 239 55 7.6 10 1.4
GR 0 0 - 0 - 0 - 0 -
ES 442 442 100.0 0 - 0 - 0 -
FR 238 220 92.4 3 1.3 15 6.3 0 -
IT 349 349 100.0 0 - 0 - 0 -
CY 0 0 - 0 - 0 - 0 -
LU 650 501 77.1 28 43 107 16.5 14 22
MT 0 0 - 0 - 0 - 0 -
NL 458 437 95.4 17 37 4 0.9 0 -
AT 1 | 100.0 0 - 0 - 0 -
PT 37 37 100.0 0 - 0 - 0 -
SI 0 0 - 0 - 0 - 0 -
SK 0 0 - 0 - 0 = 0 -
FI 0 0 - 0 - 0 - 0 -
Euro area total 2,975 2,535 85.2 234 7.9 182 6.1 24 0.8
BG 9 9 100.0 0 - 0 - 0 -
HR - - - - - - - - -
cz - - - - - - - - -
DK - - - - - - - - -
GB - - - - - - - - -
Lv - - - - - - - - -
LT 0 0 - 0 - 0 - 0 -
HU - - - - - - - - -
PL 46 46 100 0 - 0 - 0 -
RO - - - - - - - - -
SE - - - - - - - - -
Non-euro area total 55 55 100.0 0 0.0 0 0.0 0 0.0

- " data are not available European Central Bank



Financial vehicle corporations per country and nature of securitisation

By nature of securitisation

Date: Q2-2013

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total
BE 22 21 95.5 0 - | 45 0 -
DE 52 39 75.0 13 25.0 0 - 0 -
EE 0 0 - 0 - 0 - 0 -
IE 710 475 66.9 171 24.1 54 7.6 10 1.4
GR 0 0 - 0 - 0 - 0 -
ES 447 447 100.0 0 - 0 - 0 -
FR 238 220 924 4 1.7 14 5.9 0 -
IT 343 343 100.0 0 - 0 - 0 -
cY 0 0 - 0 - 0 - 0 -
LU 626 485 77.5 28 45 94 15.0 19 3.0
MT 0 0 - 0 - 0 - 0 -
NL 453 432 95.4 17 38 4 0.9 0 -
AT | | 100.0 0 - 0 - 0 -
PT 36 36 100.0 0 - 0 - 0 -
SI 0 0 - 0 - 0 - 0 -
SK 0 0 - 0 - 0 - 0 -
FI 0 0 - 0 - 0 - 0 -
Euro area total 2,928 2,499 85.3 233 8.0 167 5.7 29 1.0
BG 9 9 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -
GB - - - - - - - - -
Lv - - - - - - - - -
LT - - - - - - - - -
HU - - - - - - - - -
PL 46 46 100.0 0 - 0 - 0 -
RO - - - - - - - - -
SE - - - - - - - - -
Non-euro area total 55 55 100.0 0 0.0 0 0.0 0 0.0

data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation

By nature of securitisation

Date: QI1-2013

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total
BE 21 20 95.2 0 - | 4.8 0 -
DE 52 39 75.0 13 25.0 0 - 0 -
EE 0 0 - 0 - 0 - 0 -
IE 704 468 66.5 172 24.4 54 77 10 1.4
GR 0 0 - 0 - 0 - 0 -
ES 447 447 100.0 0 - 0 - 0 -
FR 228 212 93.0 2 0.9 14 6.1 0 -
IT 340 340 100.0 0 - 0 - 0 -
cY 0 0 - 0 - 0 - 0 -
LU 630 397 63.0 15 2.4 68 10.8 150 23.8
MT 0 0 - 0 - 0 - 0 -
NL 464 442 95.3 18 3.9 4 0.9 0 -
AT | | 100.0 0 - 0 - 0 -
PT 39 39 100.0 0 - 0 - 0 -
SI 0 0 - 0 - 0 - 0 -
SK 0 0 - 0 - 0 - 0 -
FI 0 0 - 0 - 0 - 0 -
Euro area total 2,926 2,405 82.2 220 7.5 141 4.8 160 5.5
BG 8 8 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -
GB - - - - - - - - -
Lv - - - - - - - - -
LT - - - - - - - - -
HU - - - - - - - - -
PL 43 43 100.0 0 - 0 - 0 -
RO - - - - - - - - -
SE - - - - - - - - -
Non-euro area total 51 51 100.0 0 0.0 0 0.0 0 0.0

data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation

By nature of securitisation

Date: Q4-2012

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total
BE 21 20 95.2 0 - | 4.8 0 -
DE 48 35 72.9 13 27.1 0 - 0 -
EE 0 0 - 0 - 0 - 0 -
IE 742 485 65.4 176 23.7 57 77 24 32
GR 0 0 - 0 - 0 - 0 -
ES 483 483 100.0 0 - 0 - 0 -
FR 216 201 93.1 2 0.9 13 6.0 0 -
IT 334 334 100.0 0 - 0 - 0 -
cY 0 0 - 0 - 0 - 0 -
LU 631 390 61.8 15 2.4 66 10.5 160 254
MT 0 0 - 0 - 0 - 0 -
NL 458 436 95.2 19 4.1 3 0.7 0 -
AT 2 2 100.0 0 - 0 - 0 -
PT 39 39 100.0 0 - 0 - 0 -
SI 0 0 - 0 - 0 - 0 -
SK 0 0 - 0 - 0 - 0 -
FI 0 0 - 0 - 0 - 0 -
Euro area total 2,974 2,425 81.5 225 7.6 140 4.7 184 6.2
BG 8 8 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -
GB - - - - - - - - -
Lv - - - - - - - - -
LT - - - - - - - - -
HU - - - - - - - - -
PL 42 42 100.0 0 - 0 - 0 -
RO - - - - - - - - -
SE - - - - - - - - -
Non-euro area total 50 50 100.0 0 0.0 0 0.0 0 0.0

data are not available

European Central Bank



Financial vehicle corporations per country and nature of securitisation Date: Q3-2012

By nature of securitisation

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total
BE 21 20 95.2 0 - | 4.8 0 -
DE 46 34 739 12 26.1 0 - 0 -
EE 0 0 - 0 - 0 - 0 -
IE 742 485 65.4 176 23.7 57 77 24 32
GR 0 0 - 0 - 0 - 0 -
ES 497 497 100.0 0 - 0 - 0 -
FR 201 186 92.5 2 1.0 13 6.5 0 -
IT 326 326 100.0 0 - 0 - 0 -
cY 0 0 - 0 - 0 - 0 -
LU 457 257 56.2 10 22 22 4.8 168 36.8
MT 0 0 - 0 - 0 - 0 -
NL 470 443 94.3 22 4.7 5 1.1 0 -
AT 2 2 100.0 0 - 0 - 0 -
PT 40 40 100.0 0 - 0 - 0 -
SI 0 0 - 0 - 0 - 0 -
SK 0 0 - 0 - 0 - 0 -
FI 0 0 - 0 - 0 - 0 -
Euro area total 2,802 2,290 81.7 222 7.9 98 3.5 192 6.9
BG 8 8 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -
GB - - - - - - - - -
Lv - - - - - - - - -
LT - - - - - - - - -
HU - - - - - - - - -
PL 34 34 100.0 0 - 0 - 0 -
RO - - - - - - - - -
SE - - - - - - - - -
Non-euro area total 42 42 100.0 0 0.0 0 0.0 0 0.0

- " data are not available European Central Bank



Financial vehicle corporations per country and nature of securitisation Date: Q2-2012

By nature of securitisation

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total
BE 22 21 95.5 0 - | 45 0 -
DE 48 35 72.9 13 27.1 0 - 0 -
EE 0 0 - 0 - 0 - 0 -
IE 742 490 66.0 180 243 48 6.5 24 32
GR 0 0 - 0 - 0 - 0 -
ES 501 501 100.0 0 - 0 - 0 -
FR 197 182 924 2 1.0 13 6.6 0 -
IT 316 316 100.0 0 - 0 - 0 -
cY 0 0 - 0 - 0 - 0 -
LU 475 206 434 8 1.7 18 38 243 51.2
MT 0 0 - 0 - 0 - 0 -
NL 490 456 93.1 26 5.3 8 1.6 0 -
AT 2 2 100.0 0 - 0 - 0 -
PT 41 41 100.0 0 - 0 - 0 -
SI 0 0 - 0 - 0 - 0 -
SK 0 0 - 0 - 0 - 0 -
FI 0 0 - 0 - 0 - 0 -
Euro area total 2,834 2,250 79.4 229 8.1 88 3.1 267 9.4
BG 9 9 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -
GB - - - - - - - - -
Lv - - - - - - - - -
LT - - - - - - - - -
HU - - - - - - - - -
PL 26 26 100.0 0 - 0 - 0 -
RO - - - - - - - - -
SE - - - - - - - - -
Non-euro area total 35 35 100.0 0 0.0 0 0.0 0 0.0

- " data are not available European Central Bank



Financial vehicle corporations per country and nature of securitisation Date: QI1-2012

By nature of securitisation

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total
BE 21 20 95.2 0 - | 4.8 0 -
DE 53 39 73.6 14 26.4 0 - 0 -
EE 0 0 - 0 - 0 - 0 -
IE 776 501 64.6 189 24.4 52 6.7 34 44
GR 0 0 - 0 - 0 - 0 -
ES 503 503 100.0 0 - 0 - 0 -
FR 198 183 924 2 1.0 13 6.6 0 -
IT 310 310 100.0 0 - 0 - 0 -
cY 0 0 - 0 - 0 - 0 -
LU 469 291 62.0 16 34 30 6.4 132 28.1
MT 0 0 - 0 - 0 - 0 -
NL 491 459 93.5 26 5.3 6 1.2 0 -
AT 2 2 100.0 0 - 0 - 0 -
PT 43 43 100.0 0 - 0 - 0 -
SI 0 0 - 0 - 0 - 0 -
SK 0 0 - 0 - 0 - 0 -
FI 0 0 - 0 - 0 - 0 -
Euro area total 2,866 2,351 82.0 247 8.6 102 3.6 166 5.8
BG 9 9 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -
GB - - - - - - - - -
Lv - - - - - - - - -
LT - - - - - - - - -
HU - - - - - - - - -
PL 25 25 100.0 0 - 0 - 0 -
RO - - - - - - - - -
SE - - - - - - - - -
Non-euro area total 34 34 100.0 0 0.0 0 0.0 0 0.0

- " data are not available European Central Bank



Financial vehicle corporations per country and nature of securitisation Date: Q4-2011

By nature of securitisation

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total

BE 21 20 95.2 0 - | 4.8 0 -

DE 53 39 73.6 14 26.4 0 - 0 -

EE 0 0 - 0 - 0 - 0 -

IE 776 501 64.6 189 24.4 52 6.7 34 44

GR 0 0 - 0 - 0 - 0 -

ES 522 522 100.0 0 - 0 - 0 -

FR 194 179 92.3 2 1.0 13 6.7 0 -

IT 294 294 100.0 0 - 0 - 0 -

cY 0 0 - 0 - 0 - 0 -

LU 470 341 72.6 21 45 39 83 69 14.7
MT 0 0 - 0 - 0 - 0 -

NL 489 456 93.3 27 5.5 6 1.2 0 -
AT 2 2 100.0 0 - 0 - 0 -

PT 43 43 100.0 0 - 0 - 0 -

SI 0 0 - 0 - 0 - 0 -

SK 0 0 - 0 - 0 - 0 -

FI 0 0 - 0 - 0 - 0 -
Euro area total 2,864 2,397 83.7 253 8.8 11 3.9 103 3.6
BG 9 9 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -
GB - - - - - - - - -

Lv - - - - - - - - -

LT - - - - - - - - -

HU - - - - - - - - -

PL 25 25 100.0 0 - 0 - 0 -

RO - - - - - - - - -

SE - - - - - - - - -
Non-euro area total 34 34 100.0 0 0.0 0 0.0 0 0.0

- " data are not available European Central Bank



Financial vehicle corporations per country and nature of securitisation Date: Q3-2011

By nature of securitisation

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total

BE 20 19 95.0 0 - | 5.0 0 -

DE 52 39 75.0 13 25.0 0 - 0 -

EE 0 0 - - - - - - -

IE 799 510 63.8 196 24.5 57 7.1 36 4.5

GR 0 0 - 0 - 0 - 0 -

ES 525 525 100.0 0 - 0 - 0 -

FR 190 174 91.6 2 1.1 14 74 0 -

IT 294 294 100.0 0 - 0 - 0 -

cY 0 0 - 0 - 0 - 0 -

LU 494 382 773 21 43 39 79 52 10.5
MT 0 0 - 0 - 0 - 0 -

NL 551 509 924 35 6.4 7 1.3 0 -

AT 2 2 100.0 0 - 0 - 0 -

PT 44 44 100.0 0 - 0 - 0 -

SI 0 0 - 0 - 0 - 0 -

SK 0 0 - 0 - 0 - 0 -

FI 0 0 - 0 - 0 - 0 -
Euro area total 2,971 2,498 84.1 267 9.0 118 4.0 88 3.0
BG 9 9 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -
GB - - - - - - - - -

Lv - - - - - - - - -

LT - - - - - - - - -

HU - - - - - - - - -

PL 25 25 100.0 0 - 0 - 0 -

RO - - - - - - - - -

SE - - - - - - - - -
Non-euro area total 34 34 100.0 0 0.0 0 0.0 0 0.0

- " data are not available European Central Bank



Financial vehicle corporations per country and nature of securitisation

By nature of securitisation

Date: Q2-2011

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total
BE 20 19 95.0 0 - | 5.0 0 -
DE 54 39 722 15 27.8 0 - 0 -
EE 0 0 - - - - - - -
IE 808 518 64.1 197 24.4 56 6.9 37 4.6
GR 0 0 - 0 - 0 - 0 -
ES 526 526 100.0 0 - 0 - 0 -
FR 187 170 90.9 4 2.1 13 7.0 0 -
IT 293 293 100.0 0 - 0 - 0 -
cY 0 0 - 0 - 0 - 0 -
LU 527 405 76.9 21 4.0 56 10.6 45 85
MT 0 0 - 0 - 0 - 0 -
NL 580 527 90.9 39 6.7 14 2.4 0 -
AT 2 2 100.0 0 - 0 - 0 -
PT 45 45 100.0 0 - 0 - 0 -
SI 0 0 - 0 - 0 - 0 -
SK 0 0 - 0 - 0 - 0 -
FI 0 0 - 0 - 0 - 0 -
Euro area total 3,042 2,544 83.6 276 9.1 140 4.6 82 2.7
BG 9 9 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -
GB - - - - - - - - -
Lv - - - - - - - - -
LT - - - - - - - - -
HU - - - - - - - - -
PL 25 25 100.0 0 - 0 - 0 -
RO - - - - - - - - -
SE - - - - - - - - -
Non-euro area total 34 34 100.0 0 0.0 0 0.0 0 0.0

data are not available

European Central Bank




Financial vehicle corporations per country and nature of securitisation Date: QI1-2011

By nature of securitisation

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total

BE 20 19 95.0 0 - | 5.0 0 -

DE 52 39 75.0 13 25.0 0 - 0 -

EE 0 0 - - - - - - -

IE 799 510 63.8 196 24.5 57 7.1 36 4.5

GR 0 0 - 0 - 0 - 0 -

ES 525 525 100.0 0 - 0 - 0 -

FR 190 174 91.6 2 1.1 14 74 0 -

IT 294 294 100.0 0 - 0 - 0 -

cY 0 0 - 0 - 0 - 0 -

LU 494 382 773 21 43 39 79 52 10.5
MT 0 0 - 0 - 0 - 0 -

NL 551 509 924 35 6.4 7 1.3 0 -

AT 2 2 100.0 0 - 0 - 0 -

PT 44 44 100.0 0 - 0 - 0 -

SI 0 0 - 0 - 0 - 0 -

SK 0 0 - 0 - 0 - 0 -

FI 0 0 - 0 - 0 - 0 -
Euro area total 2,971 2,498 84.1 267 9.0 118 4.0 88 3.0
BG 9 9 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -
GB - - - - - - - - -

Lv - - - - - - - - -

LT - - - - - - - - -

HU - - - - - - - - -

PL 25 25 100.0 0 - 0 - 0 -

RO - - - - - - - - -

SE - - - - - - - - -
Non-euro area total 34 34 100.0 0 0.0 0 0.0 0 0.0

- " data are not available European Central Bank



Financial vehicle corporations per country and nature of securitisation

By nature of securitisation

Date: Q4-2010

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total

BE 20 19 95.0 0 - | 5.0 0 -

DE 55 40 72.7 15 27.3 0 - 0 -

IE 827 538 65.1 201 243 51 6.2 37 4.5

GR 0 0 - 0 - 0 5 0 R

ES 516 516 100.0 0 - 0 - 0 -

FR 196 180 91.8 4 2.0 12 6.1 0 -

IT 298 298 100.0 0 - 0 - 0 -

cYy 0 0 - 0 - 0 - 0 -

LU 518 394 76.1 21 4.1 57 11.0 46 8.9
MT 0 0 - 0 - 0 - 0 -

NL 564 511 90.6 39 6.9 14 25 0 -
AT 2 2 100.0 0 - 0 - 0 -

PT 49 49 100.0 0 - 0 - 0 -

SI 0 0 - 0 - 0 - 0 -

SK 0 0 - 0 - 0 - 0 -

FI 0 0 - 0 - 0 - 0 -
Euro area total 3,045 2,547 83.6 280 9.2 135 4.4 83 2.7
BG 9 9 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -

EE - - - - - - - - -

GB - - - - - - - - -

Lv - - - - - - - - -

LT - - - - - - - - -

HU - - - - - - - - -

PL 20 25 125.0 0 - 0 - 0 -

RO - - - - - - - - -

SE - - - - - - - - -
Non-euro area total 29 34 117.2 0 0.0 0 0.0 0 0.0

data are not available

European Central Bank




Financial vehicle corporations per country and nature of securitisation

By nature of securitisation

Date: Q3-2010

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total

BE 22 21 95.5 0 - | 45 0 -

DE 54 38 70.4 16 29.6 0 - 0 -

IE 818 529 64.7 202 24.7 50 6.1 37 4.5

GR 0 0 - 0 - 0 5 0 R

ES 513 513 100.0 0 - 0 - 0 -

FR 191 176 92.1 4 2.1 I 5.8 0 -

IT 294 294 100.0 0 - 0 - 0 -

cYy 0 0 - 0 - 0 - 0 -

LU 516 392 76.0 21 4.1 57 11.0 46 8.9
MT 0 0 - 0 - 0 - 0 -

NL 558 505 90.5 39 7.0 14 25 0 -
AT 2 2 100.0 0 - 0 - 0 -

PT 49 49 100.0 0 - 0 - 0 -

SI 0 0 - 0 - 0 - 0 -

SK 0 0 - 0 - 0 - 0 -

FI 0 0 - 0 - 0 - 0 -
Euro area total 3,017 2,519 83.5 282 9.3 133 4.4 83 2.8
BG 8 8 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -

EE - - - - - - - - -

GB - - - - - - - - -

Lv - - - - - - - - -

LT - - - - - - - - -

HU - - - - - - - - -

PL 20 20 100.0 0 - 0 - 0 -

RO - - - - - - - - -

SE - - - - - - - - -
Non-euro area total 28 28 100.0 0 0.0 0 0.0 0 0.0

data are not available

European Central Bank




Financial vehicle corporations per country and nature of securitisation

By nature of securitisation

Date: Q2-2010

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total

BE 22 21 95.5 0 - | 45 0 -

DE 54 38 70.4 16 29.6 0 - 0 -

IE 819 532 65.0 200 244 50 6.1 37 4.5

GR 0 0 - 0 - 0 5 0 R

ES 509 509 100.0 0 - 0 - 0 -

FR 190 176 92.6 3 1.6 Il 5.8 0 -

IT 294 294 100.0 0 - 0 - 0 -

cYy 0 0 - 0 - 0 - 0 -

LU 559 388 69.4 15 2.7 83 14.8 73 13.1

MT 0 0 - 0 - 0 - 0 -

NL 547 495 90.5 38 6.9 14 2.6 0 -
AT 2 2 100.0 0 - 0 - 0 -

PT 50 50 100.0 0 - 0 - 0 -

SI 0 0 - 0 - 0 - 0 -

SK 0 0 - 0 - 0 - 0 -

FI 0 0 - 0 - 0 - 0 -
Euro area total 3,046 2,505 82.2 272 8.9 159 5.2 110 3.6
BG 8 8 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -

EE - - - - - - - - -

GB - - - - - - - - -

Lv - - - - - - - - -

LT - - - - - - - - -

HU - - - - - - - - -

PL 20 20 100.0 0 - 0 - 0 -

RO - - - - - - - - -

SE - - - - - - - - -
Non-euro area total 28 28 100.0 0 0.0 0 0.0 0 0.0

data are not available

European Central Bank




Financial vehicle corporations per country and nature of securitisation

By nature of securitisation

Date: QI1-2010

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total
BE 22 21 95.5 0 - | 45 0 -
DE 56 38 67.9 18 32.1 0 - 0 -
IE 879 523 59.5 205 233 62 7.1 89 10.1
GR 0 0 - 0 - 0 5 0 R
ES 503 503 100.0 0 - 0 - 0 -
FR 187 179 95.7 4 2.1 4 2.1 0 -
IT 291 291 100.0 0 - 0 - 0 -
cYy 0 0 - 0 - 0 - 0 -
LU 539 370 68.6 14 2.6 82 15.2 73 13.5
MT 0 0 - 0 - 0 - 0 -
NL 546 494 90.5 38 7.0 14 2.6 0 -
AT 2 2 100.0 0 - 0 - 0 -
PT 51 51 100.0 0 - 0 - 0 -
SI 0 0 - 0 - 0 - 0 -
SK 0 0 - 0 - 0 - 0 -
FI 0 0 - 0 - 0 - 0 -
Euro area total 3,076 2,472 80.4 279 9.1 163 5.3 162 5.3
BG 8 8 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -
EE - - - - - - - - -
GB - - - - - - - - -
Lv - - - - - - - - -
LT - - - - - - - - -
HU - - - - - - - - -
PL 20 20 100.0 0 - 0 - 0 -
RO - - - - - - - - -
SE - - - - - - - - -
Non-euro area total 28 28 100.0 0 0.0 0 0.0 0 0.0

data are not available

European Central Bank




Financial vehicle corporations per country and nature of securitisation Date: QI1-2010

By nature of securitisation

Country of Total Traditional Synthetic Other Not available
residence Nu::ll:;e: of Number of % National Number of % National Number of % National Number of % National
FVCs total FVCs total FVCs total FVCs total
BE 23 22 95.7 0 - | 43 0 -
DE 56 38 67.9 18 32.1 0 - 0 -
IE 907 482 53.1 201 222 63 6.9 161 17.8
GR 0 0 - 0 - 0 5 0 R
ES 499 499 100.0 0 - 0 - 0 -
FR 178 171 96.1 4 22 3 1.7 0 -
IT 302 302 100.0 0 - 0 - 0 -
cYy 0 0 - 0 - 0 - 0 -
LU 529 355 67.1 15 2.8 82 15.5 77 14.6
MT 0 0 - 0 - 0 - 0 -
NL 388 354 91.2 24 6.2 10 2.6 0 -
AT | | 100.0 0 - 0 - 0 -
PT 52 52 100.0 0 - 0 - 0 -
SI 0 0 - 0 - 0 - 0 -
SK 0 0 - 0 - 0 - 0 -
FI 0 0 - 0 - 0 - 0 -
Euro area total 2,935 2,276 77.5 262 8.9 159 5.4 238 8.1
BG 9 9 100.0 0 - 0 - 0 -
cz - - - - - - - - -
DK - - - - - - - - -
EE - - - - - - - - -
GB - - - - - - - - -
Lv - - - - - - - - -
LT - - - - - - - - -
HU - - - - - - - - -
PL 20 20 100.0 0 - 0 - 0 -
RO - - - - - - - - -
SE - - - - - - - - -
Non-euro area total 29 29 100.0 0 0.0 0 0.0 0 0.0

- " data are not available European Central Bank
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