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The presentation aims to address the following key questions on T2S
settlement

o Which elements have to be configured for settlement in T2S?
o How to configure settlement functionality via U2A and A2A?

The configuration for three different kinds of settlement will be treated:
o Intra-CSD settlement
0 Cross-CSD settlement
o External-CSD settlement
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Configuration steps for Intra- and Cross-CSD Settlement

<} Configuration steps for External-CSD Settlement
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Issuer CSD A CSD which issues a security
Technical Issuer CSD An issuer CSD or an investor CSD which holds an

omnibus account for its investor CSD

Investor CSD A CSD which accepts a security in its books for
settlement

CSD Participant Banks, financial institutions, central counterparties
(CCPs), stock exchanges, multilateral trade platform,

CSDs/CBs as CSD participants ...

External CSD Central Securities Depository not participating in T2S

Security Maintaining Entity (SME): A CSD who maintains the static data for a security in
T2S. In general the issuer CSD is also the SME except when the issuer is outside T2S or the
issuer CSD nominated another CSD to be the SME.
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5 Required Security Accounts Refer Section 1.2.6.5 in
TANGETE-SECORNIIES UDFS v2.0

TR W

§

N0 S Gy D RV BY

Omnibus account A security account in the books of the technical issuer CSD for an

investor CSD (as a CSD participant of the technical issuer CSD)
which holds the security positions owned by all the participants of the
investor CSD for the relevant security

Mirror account Opened by an Investor CSD in its books to represent its holdings on
the Investor CSD’s omnibus account in the technical issuer CSDs
always as a one-to-one relation

Inter-CSD account Only opened and used by an Investor CSD in its books for
transactions wherein the Issuer or Investor CSD is external to T2S

Issuance Account Security account in the books of the issuer CSD reflecting the
holdings of the participants for a given financial instrument
Also used by T2S to realign between issuer CSDs in case of a multi-
issued security

(External)  Participant (External) Participant accounts are used for segregation of positions
Account in different omnibus accounts

Note: There can be more than one Omnibus-Mirror(-Inter-CSD) set between an Investor and an Issuer CSD
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. . Refer Sectidﬁ -1.2.2
| P Required Links and 1.2.6.6 in UDFS
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Security CSD Link  The Security CSD link allows to define a security as eligible for
settlement and which CSD is the maintaining entity for the securities
reference data.

When configuring internal or external Security CSD Links in T2S, a CSD
must use the link type “Investor” when defining a technical issuer CSD
for an investor CSD. In all other cases, use the link type “Issuer”.

CSD Account Link  The CSD account link defines the linkage between the mirror, omnibus,
inter-CSD and participant accounts of two CSDs, e.g. defines the
accounts that will be used by T2S for creating the realignment
instructions.

Eligible Counterpart The eligible counterpart CSD link defines which CSDs will accept each
CSD Link other as counterpart for settlement. This can be done either:

o Per security

o PerlIssuer CSD

0 Per country of issuance

Note: The code used for the link type (i.e. “Investor” or “Issuer”) of a security CSD link does not have any
legal value. It is a technical parameter only used to identify the next CSD in the realignment chain, for the
purpose of creating that chain in T2S.

Note: After creating an eligible counterpart CSD link, it can only be valid as from the next business day while
the security CSD link and the CSD account link can be valid as from the current day.




Required Links

[WBR=] | i« Types | Security CSD Links (1)
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(technical) Issuer
CSD |
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Issuer link
Defining itself as Issuer CSD by creating a security CSD link with
link type “Issuer” automatically implies that the CSD also acts as
Technical Issuer for itself.

Part A Part B

Issuance a/c

4

(technical) Issuer Investor CSD A . .
CSD | Direct link
lssuance Omnibus A Mirror AVl _ Part A An investor CSD defines a security CSD
| link with link type “Investor” specifying its F2
technical issuer CSD :
_ Relayed link
(techné(;agllssuer (tI:c\Lensi(t:glrigsSuErﬁf Investor CSD B An investor CSD can be 3
lssuance Omnibus Al Mirror AN Ontnibus Bl4—— | Mirror BiA _Part B technical issuer for another

Investor CSD, thus acting
as intermediary in a
settlement chain

Note: Only one Security CSD Link can exist for a given combination

= Security CSD Link of Investor/Issuer, Valid From, Link Type and Linked Security




Required Links

[WB=] | i« Types | Security CSD Links (Il
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In the configuration of external CSDs, the following rules apply for creating security CSD links:
= |fanissuer CSD exists in a realignment chain and the external CSD is:
o an investor CSD, the code used for the link type should be “Investor”.
o an issuer CSD, the code used for the link type should be “Issuer”.

= |f no issuer CSD exists in the realignment chain and the external CSD is a (technical) issuer
CSD, the code used for the link type should be “Issuer”.

SRS ARSI .

External CSD as Investor CSD External CSD as (technical) Issuer CSD

Link type Link type
“Issuer” “Issuer”

Investor CSD E Issuer CSD | (technical) Issuer Investor CSD A
Link type CSD E Link type
“Investor” “Inyestor”
Part A Mirror E\l Omnibus E Issuance Mirror AE  Part A

Issuance Omnibus A

|
A T2S |

A

A 4

A 123
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t — . | Refer Section 1.2.6.6 in
=1 Link Types | CSD account links (I) UDES v2.0

Required Links
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= The CSD account links, always set up by the investor CSD, define the linkage between
0 Mirror account
o Omnibus account
0 Inter-CSD account (Only for external CSD settlement)
o Participant accounts

= The CSD account links define the settlement chain on account level that will be used by T2S
for creating realignment instructions

» There should be a one-to-one relationship between omnibus and mirror account

T2S
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Securities account configuration for cross-CSD settlement
with one omnibus account
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T S Link Types | CSD account links (I1) UDFS v2.0

Required Links

Refer Section 1.2.6.6 in
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Specifying the participant account in the CSD account link is optional. If it is not specified the
given mirror-omnibus combination becomes the default setup for all (not explicitly defined)
participant accounts.

The relationship between inter-CSD, Omnibus and Mirror Account is 1:1:1

Only one CSD Account Link can exist in any given
moment for a given combination of Investor,
Technical Issuer and CSD Participant Account
(int. or ext.). If both Participant Account fields are
null, the check is performed on the combination of
Investor and Technical Issuer in the specified
validity period.
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External
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External-CSD settlement configuration @ External-CSD settlement configuration with multiple
with one omnibus account e omnibus account




BN Required Links
t =1 Link Types | Eligible Counterpart CSD Link
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= Only the two CSDs which want to settle against each other need to be defined as eligible j:;.‘
counterpart CSD

= The eligible counterpart CSD link has to be set up from both counterparts

= The eligibility can be set up:
0 Per security (i.e. the security specified is eligible)
o0 Perlssuer CSD (i.e. all securities issued by the given issuer CSD are eligible)
o Per country of issuance (i.e. all securities issued in one country are eligible)

D QYD DRV BHR L

A 4

Investor CSD B Investor CSD A (technical) Issuer
(techn. issuer of CSD B) CSD |
% Part B Mirror B\A »Omnibus B Mirror A\l » Omnibus A _Part B 6—

CSD B CSD I
defines defines
CSD | as CSD B as
eligible eligible

—» = Security CSD Link

€ -Eligible Counterpart CSD Link
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Required Links

t =] Link Types | Updates & Deletion
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Update Links

= The CSD Account Link and Eligible Counterpart CSD business objects can be
updated in U2A mode only whereas the Security CSD Link can be updated also in
A2A mode.

» Updates of links take effect earliest at the next business day.

Soossanes

Delete Links

= The Security CSD Link, CSD Account Link and Eligible Counterpart CSD link can &
be deleted in U2A mode only.

= Deletion of links are performed only on objects that are not valid on the current g
date.
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t5 Intra- and Cross-CSD Settlement
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The configuration steps for the scenarios below are described in the next slides. Please note
that in each scenarios the eligible counterpart link is specified per “issuer CSD”. The parties
which want to settle are always Part. X and Part. Y.

1. Intra-CSD Settlement

(technical) Issuer
CSD |

Part. A Part. B

L 125 |

SRS ARSI .

2. Cross-CSD Settlement

Investor CSD A Issuer CSD | Investor CSD B
Technical Technical
ssssss CSD issuer CSD
Part. X  Mirror A\l » Omnibus A Omnibus B [« Mirror B\l Part. Y
| P —
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Intra- and Cross-CSD Settlemen

t =) 1. Intra-CSD Settlement

TARGET = -SECURITIES

P

(technical) Issuer
CSD |

Technical
issuer CSD
Part. A Part. B

Issuance a/c

e

. T2S |

O

A2A Executing Reference

Message Party (ref. UDFS v2.0)

1 | Create Security CSD Link | reda.045 |Issuer CSD | | 3.3.6.39 SecurityCSDLinkCreationRequest

Note: The mandatory market-specific attributes need to be set up by the SME before creating a security. All
mandatory market-specific attributes must have values while creating a security.

EUROPEAN CENTRAL BANK

EUROSYSTEM



Intra- and Cross-CSD Settlemen

t =) 1. Intra-CSD Settlement
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Screen Executing Party Reference (ref. UHB v2.0)

1 | Create Security CSD Link | CSD Link | Issuer CSD | 2.5.2.12 Security CSD Link - New/Edit Screen nﬂ
-
- - %
SECURITIES CASH SERVICES STATICDATA = MONITORING r‘
. NN .
4 SiaticData » Securties » CSDLinks » Edit G3D Link aHS '.-f
Issuer C5D | i
CSD Link a -
I15IH Link Type Walid From Valid To ;
ISIN of Security lesuer 2062-00-11
i
-
Issuer/investor Technical Issuetn
Parent BIC BIC Security Maintenance Parent BIC BIC
T25 BIC CsSD | BIC Yas

Technical Issuer

Issuance Account © Primary <
o001 o Ni

GooDZ B YES

Note: The issuance account is optional. If any issuance account is included, T2S
checks that the security is issued in any of these accounts.

The issuance account with the primary flag ‘Yes’ will be used by T2S for realignment
Submit cancel Reset purposes in case the security is multi-issued (issued in more than one CSD).

No Issuance Account belonging to a CSD Participant can be specified as primary.




Intra- and Cross-CSD Settlemen

t =) 2. Cross-CSD settlement
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For simplification purposes the issuance account in the books of the issuer CSD is not included
in the diagram.

;;4
Z
a,
-
Investor CSD A Issuer CSD | Investor CSD B f;‘
Technical Technical "-.
Part. X Mirror A\l ek > Omnibus A Omnil‘)us B [« i Mirror B\l Part. Y é
>
T28 ifal
— ;—d
%
# Step A2A Message Executing Party Reference (ref. UDFS v2.0) .af""
1 ﬁgekate STBUY Gl | o s lssuer CSD | 3.3.6.39 SecurityCSDLinkCreationRequest |f
Create Security CSD Investor CSD A and . . .
2 Link reda.045 Investor CSD B 3.3.6.39 SecurityCSDLinkCreationRequest
Create CSD Account . Investor CSD A and : :
3 Link Only U2A Investor CSD B 3.12.2.3 ConfigureCSDAccountLinks
4 Create Eligible reda.026 Investor CSD Aand | 3.3.6.20
Counterpart CSD Link ' Investor CSD B EligibleCounterpartCSDCreationRequest

* The CSD Account Link can only be created in the U2A mode while the Eligible Counterpart CSD Link and Security CSD Link can be
created in both U2A and A2A modes.

Note: Values must be already assigned to the relevant security for the mandatory market-specific attributes
defined in the CSD system entity before creating the Security CSD Link.




Intra- and Cross-CSD Settlemen

t =) 2. Cross-CSD settlement
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Screen Executing Party Reference (ref. UHB v2.0)

. . . . . . a*
1 | Create Security CSD Link | CSD Link | Issuer CSD | 2.5.2.12 Security CSD Link - New/Edit Screen nﬂ
-
;..‘r"
SECURITIES CASH SERVICES STATIC DATA | MONITORING #
. . - .
¢ SiaticData » Securities » CSDLinks » Edit CSD Link " -
| s
SSI._JEF CcsD | 7
CSD Link b=
IS Link Type Valid From Walid To ;
ISIN of Security lssuer 2062-00-11
”
-
Issuer/investor Technical Issuer
Parent BIC BIC Security Maintenance Parent BIC BIC
T25 BIC Csh | BIC Yoz

Technical Issuer

Issuance Accouwnt = Primary <
a0001 9 NO
S0002 8 Yes

Note: The issuance account is optional. If any issuance account is included, T2S
checks that the security is issued in any of these accounts.

The issuance account with the primary flag “Yes’ will be used by T2S for realignment
P st p— ey purposes in case the security is multi-issued (issued in more than one CSD).

No Issuance Account belonging to a CSD Participant can be specified as primary.




Intra- and Cross-CSD Settlement

t =) 2. Cross-CSD settlement
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Screen Executing Party Reference (ref. UHB v2.0)

Investor CSD Aand |2.5.2.12 Security CSD Link - New/Edit
Investor CSD B Screen

2 | Create Security CSD Link | CSD Link

SECURITIES CASH . SERVICES STATIC DATA | MONITORING
! ! — .
% SiaticDala » Securies * CSDLinks = Edit CSD Link S EE
Investor CSD A (B)
CSD Link &
ISIH Link Type Valid From Valid To
ISIN of Security Investor 2062-09-11
Issuerinvestor Technical Issuer
Parent BIC BIC Security Maintenance Parent BIC BIC
T25 BIC CSD A (B) BIC No T25 BIC CsSD 1 BIC

Technical Issuer

Issuance Account = Primary =

Note: When performing a Security CSD Link create request,
the Issuance Account can not be specified if the Link Type is
Submit Cancel Reset “Investor CSD” or the Issuer CSD is an External CSD.




Intra- and Cross-CSD Settlement

t =) 2. Cross-CSD settlement

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

Investor CSD A and
Investor CSD B

Create CSD Account
Link

Account Link 2.5.3.2 CSD Account Link - New/Edit Screen

SECURITIES CASH SERVICES STATIC DATA MONITORING

“®  Static Data  ®= Securities Account ® CSD Account Links » Edit CSD Account Link
Investor CSD A (B)

Oy QY (D G R

| CSD Account Link
Investor Technical Issuer

Parent BIC BIC Parent BIC BIC

T25 BIC CSD A (B) BIC T25 BIC CsD | BIC ;

Yalid From Valid To

2010-01-01 |

C5D Participant Account External CSD Participant Account

Mirror Account Inter-CS0 Account

Mirror afc in CSD A (B) books

Omnibus Account . T

i : : The CSD Account Link can additionally be

Omnibus afc in C50 | books . i
defined per participant account. The shown
configuration is set up as default for every

participant account not defined individually.

| Submit || Cancel || Reset |



Intra- and Cross-CSD Settlement

t =) 2. Cross-CSD settlement

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

2.5.1.3 Eligible Counterpart CSD -
New/Edit Screen

Investor CSD A

SECURITIES ' CASH SERVICES _ STATIC DATA MONITORING

& Glatic Data * Parties » Eligible Counterpart CS0s = Edit Eligible Countarpar CED o EH s
Investor CSD A
Eligible Counterpart CSD

Oy QY (D G R

Valid From Valid To
2010-01-01
nvestar ;
Investor Parent BIC Imsesior BIC y
T25 BIC C5D A BIC
Eligible Counterpart CSI
Eligible Counterpart CSD Parent BIC Eligible Counterpart CSD BIC
T25 BIC C5D B BIC
Eligibility Type
Eligibility Type
Issuer S0
Issuer Parent BIC Issuer BIC

CsD 1 BIC



Intra- and Cross-CSD Settlement

t =) 2. Cross-CSD settlement

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

2.5.1.3 Eligible Counterpart CSD -
New/Edit Screen

Investor CSD B

SECURITIES ' CASH SERVICES _ STATIC DATA MONITORING

& Glatic Data * Parties » Eligible Counterpart CS0s = Edit Eligible Countarpar CED o EH s
Investor CSD B
Eligible Counterpart CSD

Oy QY (D G R

Valid From Valid To
2010-01-01
nvestar ;
Investor Parent BIC Imvesior BIC y
T25 BIC CSD B BIC
Eligible Counterpart CSI
Eligible Counterpart CSD Parent BIC Eligible Counterpart CSD BIC
T25 BIC CSD A BIC
Eligibility Type
Eligibility Type
Issuer S0
Issuer Parent BIC Issuer BIC

CsD 1 BIC
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t5 External-CSD Settlement
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The configuration steps for the scenarios below are described in the next slides. Please note
that in each scenarios the eligible counterpart link is specified per “issuer CSD”. The parties
which want to settle are always Part. X and Part. Y.

3. External-CSD Settlement (Investor)

S GY D DY/ DBRK

i i 1
1 1
1 1
1 1
Investor CSD A Issuer CSD | : External Investor :
) ) 1 CSD E 1
Technlcal Technical 1 1
.| issuer CsD 5 . issuer CSD 1 .
Part. X Mirror A\l »Omnibus A Omnibus E [« I Mirror E\I  Part. Y :
1 1
: 1
1
T2S | | Ext.|
-—A L ]

O

4. External-CSD Settlement (Issuer)

r
: I
! I
! I
Investor CSD A - Issuer CSD | I
(SME of security in T2S) Y 1 |
Technical I 1
. issuer CSD H X 1
Part. X Mirror A\l - Omnibus A Part. Y I
: I
! I
- I
Inter-CSD A/l 1 :
- 1

EUROPEAN CENTRAL BANK
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t5 External-CSD Settlement
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5. External-CSD Settlement (Issuer)

Investor CSD A
(SME of security in T2S)

Part. X  Mirror A\l

Inter-CSD A/l

Technical
issuer CSD

Issuer CSD |

-

T2S |

Omnibus A Omnibus B

Technical
issuer CSD

PR

Investor CSD B

Mirror B\I

Part. Y

Inter-CSD B/I

6. External-CSD Settlement (Two external technical Issuer)

Investor CSD A
(SME of security in T2S)

Part. X Mirror A\l

Investor CSD B

Part. Y Mirror B\E

Inter-CSD A/l Inter-CSD B/E
L—— —
Technical Technical
issuer CSD issuer CSD
______ Ve ——————— e e e e e
Issuer CSD | Technical Issuer
CSD E
Omnibus A Omnibus B

B QY N ‘ﬂﬁﬁﬁk&g

O




3N External-CSD Settlement
t =4 3. External-CSD Settlement (Investor)

* The specified counterparty must be active and open to create an eligible counterpart CSD link
** On behalf of external investor CSD E

Note: Values must be already assigned to the relevant security for the mandatory market-specific attributes
defined in the CSD system entity before creating the Security CSD Link unless for external CSDs.

e
| | 7
Investor CSD A Issuer CSD | 1 External Investor 1 ﬂ
Technical Technical : celblE : #
Part. X Mirror Al ——— """ 3] Omnibus A Omnibus E ——m—d H \irror EV - Part. Y i £
] = G
1 : o
T2S | | EXxt. -~
] L e e o o o o e o e e e e e e e o o s 1 a
: >
4 Ste A2A Executing Reference i’"
P Message Party (ref. UDFS v2.0) £
1| Create Security CSD Link |reda.045 |Issuer CSD I 3.3.6.39 SecurityCSDLinkCreationRequest H
-
2 | Create Security CSD Link |reda.045 |Investor CSD A | 3.3.6.39 SecurityCSDLinkCreationRequest
3| Create CSD Account Link | Only U2A | Investor CSD A | 3.12.2.3 ConfigureCSDAccountLinks "‘"
Create Eligible 3.3.6.20
4 Counterpart CSD Link* reda.026 | Investor CSD A EligibleCounterpartCSDCreationRequest
5| Create Security CSD Link |[reda.045 |Issuer CSD I** |3.3.6.39 SecurityCSDLinkCreationRequest
6 | Create CSD Account Link | Only U2A |Issuer CSD I** | 3.12.2.3 ConfigureCSDAccountLinks
Create Eligible - | 3.3.6.20
! Counterpart CSD Link fEeekiEy | lesior GeiD] EligibleCounterpartCSDCreationRequest



Intra- and Cross-CSD Settlement

t =) 2. Cross-CSD settlement
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Screen Executing Party Reference (ref. UHB v2.0)

Z
1 | Create Security CSD Link | CSD Link | Issuer CSD | 2.5.2.12 Security CSD Link - New/Edit Screen | "<,
Z
. 7
SECURITIES CASH SERVICES STATIC DATA | MONITORING #
. . —_— .
% SiaticData » Securties > CSDLinks » Edit CSD Link e A
Issuer CSD | s
CSD Link & F
ISIH Link Type Valid From Walid To ;
I5IN of Security Issuer 2062-09-11 ’
-
-
Issuer/inveastor Technical Issuet ;
Parent BIC BIC Security Maintenance Parent BIC BIC
T25 BIC Cs0 | BIC Yoz

Technical Issuer

Issuance Accouwnt = Primary <
a0001 9 NO
aQoo2 8 Yes

Note: The issuance account is optional. If any issuance account is included, T2S
checks that the security is issued in any of these accounts.

The issuance account with the primary flag “Yes’ will be used by T2S for realignment
P st p— ey purposes in case the security is multi-issued (issued in more than one CSD).

No Issuance Account belonging to a CSD Participant can be specified as primary.




Intra- and Cross-CSD Settlement

t =) 2. Cross-CSD settlement

TARGET = -SECURITIES

&

Screen Executing Party Reference (ref. UHB v2.0)

Z
2 | Create Security CSD Link | CSD Link | Investor CSD A | 2.5.2.12 Security CSD Link - New/Edit Screen | "%,
Z
. : &,
SECURITIES CASH SERVICES STATIC DATA | MONITORING #
. . —-— .
% SiaticData = Securties *= CSDLinks = EditCSD Link S EA o
Investor CSD A r
CSD Link = F
15IN Link Type Walid From valid To ;
ISIN of Security Investor 2067-00-11 ’
i
o
Issuerinvestor Technical Issuet ;
Parent BIC BIC Security Maintenance Parent BIC BIC
T25 BIC C5D A BIC No T25 BIC C5D 1 BIC

Technical Issuer

Issuance Account © Primary <

Note: When performing a Security CSD Link create request,
the Issuance Account can not be specified if the Link Type is
Submit Cancel Reset “Investor CSD” or the Issuer CSD is an External CSD.




Intra- and Cross-CSD Settlement

t =) 2. Cross-CSD settlement

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

Investor CSD A and
Investor CSD B

SECURITIES | CASH SERVICES i STATIC DATA MONITORING ‘

< Static Data » Securities Account * CSD AccountLinks »* Edit CSD Account Link
Investor CSD A

CSD Account Link

Create CSD Account
Link

Account Link

Oy QY (D G R

Investor Technical Issuer
Parent BIC BIC Parent BIC BIC
T2S BIC CS5D A BIC 725 BIC CSD | BIC ;
Valid From Valid To
201 0-01-01 =
C5D Participant Account External C5D Participant Account
Mirror Account Inter-CSD Account

Mirror afc in CSD A books

Omnibus Account

Omnibus a/c in CSD | books The CSD Account Link can additionally be
defined per participant account. The shown
configuration is set up as default for every
participant account not defined individually.




External-CSD Settlement

t =) 3. External-CSD Settlement (Investor)

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)
2.5.1.3 Eligible Counterpart CSD -

Investor CSD A

New/Edit Screen 7
SECURITIES ' CASH SERVICES _ STATIC DATA | MONITORING #
& Giatic Data = Parties » Eligible Counterpart C80s = Edit Eligibie Counterpart CSD a S "'r
Investor CSD A
Eligible Counterpart CSD 2 .ﬁ"!
Walid From Valid To
201 0-01-01 ;
; o
o
nvestor
Ivestor Parent BIC Imvestor BIC ;
T25 BIC CSD A BIC i
Eligible Counterpart CSI
Eligible Counterpart CSD Parent BIC Eligible Counterpart CSD BIC
CsSD | BIC BExt. C50 E BIC
Eligyibyility Type
Eligibility Type
lssuer CSD
Issuer Paremt BIC Issuer BIC

CsSD 1 BIC



3N External-CSD Settlement R\ p
t =1 3. External-CSD Settlement (Investor)

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

2.5.2.12 Security CSD Link - New/Edit
Screen

5| Create Security CSD Link | CSD Link |lIssuer CSD |

SECURITIES CASH . SERVICES STATIC DATA | MONITORING
. . - .
% SteticData » Secunties * CSDLinks = EditCSD Link SHEA
Issuer CSD | {for Ext. C5D E)
CSD Link =
ISIH Link Type Walid From Walid To
ISIN of Security Investor 2062-09-11
Issuer/investor Technical Issuer
Parent BIC BIC Security Maintenance Parent BIC BIC
CsD | BIC Ext. CSD E BIC Mo T23 BIC CsDIBIC

Technical Issuer -

Issuance Account = Primary <

Note: When performing a Security CSD Link create request,
the Issuance Account can not be specified if the Link Type is
Bubgiby Gl Resat “Investor CSD” or the Issuer CSD is an External CSD.
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External-CSD Settlement

t =) 3. External-CSD Settlement (Investor)

TARGET = -SECURITIES

&
SN

D QYO OVIRE

Screen Executing Party Reference (ref. UHB v2.0)
Issuer CSD |

6 | Create CSD Account Link | Account Link 2.5.3.2 CSD Account Link - New/Edit Screen

SECURITIES | CASH SERVICES i STATIC DATA MONITORING ‘
® Siatic Data * Securities Account * CSD Account Links * Edit CSD Account Link

Issuer CSD | (for Ext. CSD E)
CSD Account Link

Investor Technical Issuer
Parent BIC BIC Parent BIC BIC
CsSD | BIC Ext. CSD E BIC 125 BIC CSD | BIC ;
Valid From Walid To
20 0-01-01 =
CSD Participant Account External C5D Participant Account
Mirror Account Inter-CS0 Account

Omnibus Account

Omnibus a/c in CSD | books The CSD Account Link can additionally be defined
per external participant account. The shown
configuration is set up as default for every external
participant account not defined individually.




External-CSD Settlement

t =) 3. External-CSD Settlement (Investor)

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

2.5.1.3 Eligible Counterpart CSD -
New/Edit Screen

Issuer CSD |

SECURITIES : CASH SERVICES _ STATIC DATA | MONITORING

4 Gtatic Data * Parties = Eligible Counterpart CS0s = Edil Eligible Counterpar CED aHs
Issuer CSD | {for Ext. CSD E)
Eligible Counterpart CSD &

Oy QY (D G R

Walid From Walid To
2010-01-01
Westor
Ivstor Parent BIC Investor BIC ;
Cs0 | BIC Ext CoD-EBIC |
Eligible Counterpart C5L
Eligible Counterpart CSD Parent BIC Eligibale Counterpart CSD BIC
T25 BIC CSD A BIC
Eligriblity Type
Eligibility Type
lsgsuar CSD
Issuer Parent BIC Issuer BIC

CsD 1 BIC



External-CSD Settlement

t S 4. External-CSD Settlement (Issuer)

TARGET = -SECURITIES

Investor CSD A

(SME of security in T2S)

Part. X Mirror A\l

Inter-CSD A/l

Technical
issuer CSD

Omnibus A  Part. Y

Issuer CSD |

T2S |

Y & *ﬂ%ﬁﬂk&g

A2A Executing Reference
Message Party (ref. UDFS v2.0)
1 | Create Security CSD Link |reda.045 |Investor CSD A* | 3.3.6.39 SecurityCSDLinkCreationRequest
2 | Create Security CSD Link |[reda.045 |Investor CSD A |3.3.6.39 SecurityCSDLinkCreationRequest
3 | Create CSD Account Link | Only U2A | Investor CSD A | 3.12.2.3 ConfigureCSDAccountLinks
Create Eligible « 13.3.6.20
4 Counterpart CSD Link reda.026 | Investor CSD A EligibleCounterpartCSDCreationRequest
Create Eligible 3.3.6.20
> Counterpart CSD Link fEEeliEy | IneaerEes i EligibleCounterpartCSDCreationRequest

* On behalf of external issuer CSD |

Note: Values must be already assigned to the relevant security for the mandatory market-specific attributes
defined in the CSD system entity before creating the Security CSD Link.

EUROSYSTEM

SN s/ ONTNQ)



External-CSD Settlement

t S 4. External-CSD Settlement (Issuer)

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

-mg ..1: b e A

&
. . . . . . 7~
1 | Create Security CSD Link | CSD Link |Investor CSD A |2.5.2.12 Security CSD Link - New/Edit Screen ?-".f
%
SECURITIES CASH SERVICES STATICDATA = MONITORING #
! ! —
¥ StaicData » Securities » CSDLinks » EditCSD Link oM 4
Imvestor CS0 A (for Ext. CSD 1) i
CSD Link 2 -
ot s e i g 7
7,
1551 Inves Technical Issuer
Parent BIC BIC Security Maintenance Parent BIC BIC
C50 A BIC Ext. CSD | BIC Mo
If an External CSD is specified as Issuer, the
Maintenance Flag must be set to False
Technical Issuer -
Issuance Account = Primary =
Note: When performing a Security CSD Link create request,
the Issuance Account can not be specified if the Link Type is —
Submit Cancel Reset “Investor CSD” or the Issuer CSD is an External CSD.




External-CSD Settlement

t S 4. External-CSD Settlement (Issuer)

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

-mg ..1: b e A

&
. . . y . . 7
2 | Create Security CSD Link | CSD Link |Investor CSD A |2.5.2.12 Security CSD Link - New/Edit Screen ?-".f
Z
. . &
SECURITIES CASH SERVICES STATIC DATA | MONITORING #
| ! I ———
% StaticData » Securties » CSDLinks » EditCSD Link S HZ o
Imvestor CSD A i
CSD Link % >
I1SIH Link Type Walid From Walid To ;
ISIN of Security Investor 2062-08-11
-
-
1551 Inves Technical Issuer
Parent BIC BIC Security Maintenance Parent BIC BIC
T25 BIC CsD A BIC Yes C5D A BIC Ext CSO | BIC
Technical Issuer -
Issuance Account = Primary =
Note: When performing a Security CSD Link create request,
the Issuance Account can not be specified if the Link Type is —
Submit Cancel Reset “Investor CSD” or the Issuer CSD is an External CSD.




External-CSD Settlement

t S 4. External-CSD Settlement (Issuer)

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

3 | Create CSD Account Link | Account Link | Investor CSD A 2.5.3.2 CSD Account Link - New/Edit Screen

SECURITIES | CASH SERVICES i STATIC DATA MONITORING ‘

Ay

+  Sfatic Data » Securities Account * CSD AccountLinks = Edit CSD Account Link
Investor CSD A

CSD Account Link

Oy QY (D G R

Investor Technical Issuer
Parent BIC BIC Parent BIC BIC
T25 BIC CSD A BIC C5D A BIC Ext. CSD I BIC ;
Valid From Valid To
20 0-01-01 =
CSD Participant Account External C5D Participant Account
Mirror Account Inter-CS5D Account
Mirror afc in CSD A books Inter-CSD a'c in CS0 A books

Omnibus Account

The CSD Account Link can additionally be
defined per participant account. The shown
configuration is set up as default for every
participant account not defined individually.




External-CSD Settlement

t S 4. External-CSD Settlement (Issuer)

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

2.5.1.3 Eligible Counterpart CSD -
New/Edit Screen

Investor CSD A

SECURITIES : CASH SERVICES _ STATIC DATA | MONITORING

% Slalic Data = Parties *= Eligible Counterpart CS0s »= Edit Eligible Counlerpar CSD S Ha
Investor CSD Af(for Ext. CSD )
Eligible Counterpart CSD 2

Oy QY (D G R

Walid From Walid To

201 0-01-01

1Veastor

Investor Parent BIC Imvestor BIC ;
CSD A BIC Ext. CSD | BIC i

Eligible Countérpart C5C

Eligible Counterpart CSD Parem BIC

Eligibale Counterpart C5D BIC

T25 BIC CsS0 A BIC
Eligriblity Type

Eligibility Type

lsgsuar CSD

Issuer Parent BIC Issuer BIC

C50 A BIC Ext. CSD | BIC




External-CSD Settlement

t S 4. External-CSD Settlement (Issuer)

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

2.5.1.3 Eligible Counterpart CSD -
New/Edit Screen

Investor CSD A

SECURITIES ' CASH SERVICES _ STATIC DATA | MONITORING

% Slalic Data = Parties *= Eligible Counterpart CS0s »= Edit Eligible Counlerpar CSD S Ha
Investor CSD A
Eligible Counterpart CSD &

Oy QY (D G R

Walid From Walid To

2010-01-01

westor

Investor Parent BIC Imvestor BIC ;
125 BIC CS0D A BIC {
Eligible Counterpart CSC

Eligible Counterpart CSD Paremt BIC Eligibale Counterpart CSD BIC

CSDABIC Ext. CSD | BIC
Eligriblity Type

Eligibility Type

lsgsuar CSD

Issuer Parent BIC Issuer BIC

CSD A BIC Ext. CSD | BIC



External-CSD Settlement

t =) 5. External-CSD Settlement (Issuer)

TARGET = -SECURITIES

Investor CSD A

Part. X Mirror A\l

(SME of security in T2S)

Inter-CSD A/l

Technical
issuer CSD

Issuer CSD |

128

A2A
Message

Investor CSD B

Technical
issuer CSD

Omnibus A Omnibus B <+

Executing Party

Mirror B\l  Part. Y

Inter-CSD B/I

128

Reference
(ref. UDFS v2.0)

D QYR O ‘%ﬁﬂﬂkﬂ

1 | Create Security CSD Link |reda.045 INEREHCSE, A* clis 3.3.6.39 SecurityCSDLinkCreationRequest
Investor CSD B
2 | Create Security CSD Link |reda.045 Investor CSD A and 3.3.6.39 SecurityCSDLinkCreationRequest
Investor CSD B
3 | Create CSD Account Link | Only U2A InvEsel GelDa el 3.12.2.3 ConfigureCSDAccountLinks
Investor CSD B
4 Create Eligible reda.026 Investor CSD A* and | 3.3.6.20
Counterpart CSD Link ' Investor CSD B* EligibleCounterpartCSDCreationRequest
5 Create Eligible reda.026 Investor CSD Aand |3.3.6.20
Counterpart CSD Link ' Investor CSD B EligibleCounterpartCSDCreationRequest

* On behalf of external issuer CSD |

Note: Values must be already assigned to the relevant security for the mandatory market-specific attributes
defined in the CSD system entity before creating the Security CSD Link.

T o  / ONTNG



External-CSD Settlement

t = 5. External-CSD Settlement (Issuer)

TARGET = -SECURITIES

Both In-CSDs have to setup CSD | individually as external party. From a
configuration perspective the scenario looks like this:

D HDDDDVIBA

Investor CSD A Investor CSD B
(SME of security in T2S)
Part. X Mirror A\l Mirror B\l  Part. Y
Inter-CSD A/l Inter-CSD B/I
|~ - J
Technical Technical
ssssss CsD issuer CSD

p--==== y------ y it L ittty -
: Issuer CSD | : : Issuer CSD | :
1 1 1 1
1 1 1 |
: Omnibus A : : Omnibus B :
1 1 1 I
1 1 1 1
1 1 1 1
1 1 1 |
1 : 1 :
1 1

i Ext. i i Ext.
P - . !

EEEEEEEEEEEEEEEEEE




External-CSD Settlement

t S 5. External-CSD Settlement (Issuer)

TARGET = -SECURITIES

-mg ..1: b e A

Screen Executing Party Reference (ref. UHB v2.0)

&
Create Security : Investor CSD A and : : : 7=
. CSD Link 2.5.2.12 Security CSD Link - New/Edit Screen | =
CSD Link Investor CSD B y £
_ _ 5;:
SECURITIES CASH SERVICES STATIC DATA | MONITORING #
! | I —— !
4 SiaticData » Securties » CSDLinks > EditCSD Link S B 4
Investor CSD A (B) (for Ext. CSD ) -
CSD Link = -
15IH Link Type Valid From Valid To ;
ISIN of Security Issuer 2062-08-11
i
Fy
Issuer/investor Technical Issuer
Parent BIC BIC Security Maintenance Parent BIC BIC
C50 A(B) BIC Ext. CSD | BIC r‘}l:l

If an External CSD is specified as lIssuer, the
Maintenance Flag must be set to False
Technical Issuer =

Issuance Account = Primary <

Note: When performing a Security CSD Link create request,
the Issuance Account can not be specified if the Link Type is (—
Submit Cancel Reset “Investor CSD” or the Issuer CSD is an External CSD.




External-CSD Settlement

t S 5. External-CSD Settlement (Issuer)

TARGET = -SECURITIES

-mg ..1: b e A

Screen Executing Party Reference (ref. UHB v2.0)

&
Create Security : Investor CSD A and : : : 7=
. CSD Link 2.5.2.12 Security CSD Link - New/Edit Screen | =
CSD Link Investor CSD B y s
. - %
SECURITIES CASH SERVICES STATIC DATA | MONITORING #
! ! P ——— !
¢ Sialic Data » Securties * CSDLinks » Edit GSD Link S & o
Investor CSD A(B) i
CSD Link = -
I1SIH Link Type Walid From Valid To ;
ISIN of Security Investor 2062-09-11
i
Fy
Issuerinvestor Technical Issuer
Parent BIC BIC Security Maintenance Parent BIC BIC
T25 BIC C5D A (B)BIC Yes (No) CsD A(B) BIC Ext CSD | BIC
/

Only CSD A or CSD B can be the SME.

Technical Issuer e~

Issuance Account = Primary =

Note: When performing a Security CSD Link create request,
the Issuance Account can not be specified if the Link Type is —
Submit Cancel Reset “Investor CSD” or the Issuer CSD is an External CSD.




External-CSD Settlement

t S 5. External-CSD Settlement (Issuer)

TARGET = -SECURITIES

&
N R

Screen Executing Party Reference (ref. UHB v2.0) ?_,;2
. . Investor CSD A and | 2.5.3.2 CSD Account Link - New/Edit 5
3 | Create CSD Account Link | Account Link -
Investor CSD B Screen 7
SECURITIES | CASH SERVICES i STATIC DATA MONITORING ‘ #
4 Static Data » Securities Account * CSD AccountlLinks » Edit CSD Account Link .-"r
Investor CSD A(B) 3
CSD Account Link F
Investor Technical Issuel ’
7,
Parent BIC BIC Parent BIC BIC
T2S BIC CSD A (B) BIC CSO A (B) BIC Ext. CSD | BIC ;
Valid From Valid To
201 0-01-01 .
CS5D Participant Account External C50 Participant Account
Mirror Aceount Inter-CS0 Account
Mirror a/c in C3D A (B) books Inter-CSD alc in CSD A (B) books

Omnibus Account

The CSD Account Link can additionally be
defined per participant account. The shown
configuration is set up as default for every
participant account not defined individually.




External-CSD Settlement

t S 5. External-CSD Settlement (Issuer)

TARGET = -SECURITIES

&

Oy QY (D B DDA Y

Screen Executing Party Reference (ref. UHB v2.0)

VI

SECURITIES : CASH SERVICES _ STATIC DATA | MONITORING

% Slalic Data = Parties *= Eligible Counterpart CS0s = Edit Eligible Counlerpar CSD S Ha
Investor CSD A (B) (for Ext. CSD [)
Eligible Counterpart CSD %
Walid From Valid To
2010-01-01
nvestor
Investor Parent BIC Invesior BIC ;
CSD A (B) BIC Ext. CSD | BIC i
Eligible Counterpart CS[
Eligilile Counterpart CSD Paremnt BIC Eligible Courtterpart CSD BIC
T25 BIC CSD A (B) BIC
Eligibrility Type
Eligibility Type
lssuer G50
Issuer Paremt BIC Issuer BIC

CSD A (B) BIC Ext. CSD | BIC



External-CSD Settlement

t S 5. External-CSD Settlement (Issuer)

TARGET = -SECURITIES

&

Oy QY (D B DDA Y

Screen Executing Party Reference (ref. UHB v2.0)

VI

SECURITIES : CASH SERVICES _ STATIC DATA | MONITORING

& Static Data » Paries = Eligible Counterpart CS0s = Edit Eligibie Counterpar CSD S Ha
Investor CSD A(B)
Eligible Counterpart CSD %
Valid From Valid To
2010-01-01
nyestor
Investor Parent BIC Investor BIC ;
T25 BIC CSDA (B) BIC y
Eligible Counterpart CS[
Elimible Counterpart CSID Parent BIC Eligaiinle cwumnglan CSD BIC
CSDA (B)BIC Ext. C5D | BIC
Eligibsility Type
Eligibility Type
lsguer CSD
Issuer Parent BIC Issuer BIC

CSDA (B) BIC Ext. C5D | BIC



External-CSD Settlement

t S 6. External-CSD Settlement (Two external techn

TARGET = -SECURITIES

L

Note: Values must be already assigned to the relevant security for the mandatory market-specific attributes
defined in the CSD system entity before creating the Security CSD Link.

EUROPEAN CENTRAL BANK

EUROSYSTEM

Investor CSD A Investor CSD B AZA Executing Party ﬁ
(SME of security in T2S) Message ;4
e Mirer Al Pt Y. MITBE 1 | Create Security CSD Link |reda.045 |Investor CSD A* ?-2
o
. . o
Inter-CSD AV nter-CSD Bl 2 | Create Security CSD Link |reda.045 [Investor CSD A -
o
3 | Create Security CSD Link |reda.045 |[Investor CSD B** -
o
T2S | [4 Create Security CSD Link |reda.045 |Investor CSD B Fﬁ
— =4 |5 | Create CSD Account Link | Only U2A [ Investor CSD A F
echnical rechnical 6 | Create CSD Account Link | Only U2A | Investor CSD B s
Jni— L A —— | I Pi—— L Am— i Create Eligible
1 1 I )
: Issuer CSD | : : Techrg;gl IIEssuer E 7 Counterpart CSD Link reda.026 | Investor CSD A "’
1 1 1 1 . .
Homnibus A 1 ! Omnibus B I Create Eligible
E P —‘— ! 8 Counterpart CSD Link reda.026 |Investor CSD B
1 I 1
E : E | *On behalf of external issuer CSD |
1 1 *k . .
E EXt : i_ EXt . : On behalf of external technical issuer CSD E
______________ ] N — |



External-CSD Settlement

t S 6. External-CSD Settlement (Two external techn

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

-mg ..1: b e A

&
. . . . . . 7~
1 | Create Security CSD Link | CSD Link |Investor CSD A |2.5.2.12 Security CSD Link - New/Edit Screen ?-".f
%
SECURITIES CASH SERVICES STATICDATA = MONITORING #
! ! —
¥ StaicData » Securities » CSDLinks » EditCSD Link oM 4
Imvestor CS0 A (for Ext. CSD 1) i
CSD Link 2 -
ot s e i g 7
7,
1551 Inves Technical Issuer
Parent BIC BIC Security Maintenance Parent BIC BIC
C50 A BIC Ext. CSD | BIC Mo
If an External CSD is specified as Issuer, the
Maintenance Flag must be set to False
Technical Issuer -
Issuance Account = Primary =
Note: When performing a Security CSD Link create request,
the Issuance Account can not be specified if the Link Type is —
Submit Cancel Reset “Investor CSD” or the Issuer CSD is an External CSD.




External-CSD Settlement

6. External-CSD Settlement (Two external techn

G

~
-

TARGET = -SECURITIES

-mg ..1: b e A

D QYR BV B

Screen

2 | Create Security CSD Link | CSD Link

Executing Party Reference (ref. UHB v2.0)
Investor CSD A | 2.5.2.12 Security CSD Link - New/Edit Screen

SECURITIES CASH SERVICES STATIC DATA | MONITORING
% StaticData » Secuities » CSDLinks = EditCSD Link o
Investor CS0 A
CSD Link 2
151 Link Type Valid From Valid To
ISIN of Security Invesﬁ:r 2062-09-11

Parent BIC BIC Security Maintenance
T25 BIC C50 A BIC Yes
Technical Issuer

Issuance Account =

Technical Issuer

Parent Bl

C BIC
D ABIC Ext CSD |1 BIC

Primary =

Submit Canicel Reset

Note: When performing a Security CSD Link create request,
the Issuance Account can not be specified if the Link Type is
“Investor CSD” or the Issuer CSD is an External CSD.




External-CSD Settlement

t S 6. External-CSD Settlement (Two external techn

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

-mg ..1: b e A

&
. . . . . . 7
3 | Create Security CSD Link | CSD Link |Investor CSD B |2.5.2.12 Security CSD Link - New/Edit Screen ?-".f
%
SECURITIES CASH SERVICES STATICDATA | MONITORING #
! ! I ———
¥ StaticData » Securties » CSDLinks » EditCSD Link S HZ _-"."
Investor CSD B (for Ext. CSDE) -
CSD Link % L
ot s T o - 7
7,
1551 Inves Technical Issuer
Parent BIC BIC Security Maintenance Parent BIC BIC
C5D B BIC Ext. CSDEBIC r;::
If an External CSD is specified as lIssuer, the
Maintenance Flag must be set to False
Technical Issuer -
Issuance Account = Primary <
Note: When performing a Security CSD Link create request,
the Issuance Account can not be specified if the Link Type is —
Submit Cancel Reset “Investor CSD” or the Issuer CSD is an External CSD.




External-CSD Settlement

t S 6. External-CSD Settlement (Two external techn

TARGET = -SECURITIES

Screen Executing Party Reference (ref. UHB v2.0)

-mg ..1: b e A

&
4 | Create Security CSD Link | CSD Link |Investor CSD B |2.5.2.12 Security CSD Link - New/Edit Screen ?-".f
%
_ _ 'z
SECURITIES CASH SERVICES STATIC DATA | MONITORING #
. . -
¥  StalicData » Securities » CSDLinks = Edit CSD Link SHEA ;
Investor CS0O B -
CSD Link 2 -
ISIH Link T Walid F Walid T
|S|M 'C"l: I’}EELIFH‘," ||!|='::'ES¥E? _IEE_I',!_DI';_ITI-i o= - ﬁ
o
o
1551 Inves Technical Issuer
Parent BIC BIC Security Maintenance Parent BIC BIC
T25 BIC CSDB BIC Mo csD B BIC Ext CSDE BIC
Technical Issuer =
Issuance Account = Primary <

Submit Cancel Reset

Note: When performing a Security CSD Link create request,
the Issuance Account can not be specified if the Link Type is —
“Investor CSD” or the Issuer CSD is an External CSD.




T3

TARGET = -SECURITIES

&
N R

D QO OVINE

Screen Executing Party Reference (ref. UHB v2.0)

5 | Create CSD Account Link | Account Link | Investor CSD A 2.5.3.2 CSD Account Link - New/Edit Screen

SECURITIES | CASH SERVICES i STATIC DATA MONITORING ‘

Ay

+  Sfatic Data » Securities Account * CSD AccountLinks = Edit CSD Account Link
Investor CSD A

CSD Account Link

Investor Technical Issuer
Parent BIC BIC Parent BIC BIC
T25 BIC CSD A BIC C5D A BIC Ext. CSD I BIC ;
Valid From Valid To
20 0-01-01 =
CSD Participant Account External C5D Participant Account
Mirror Account Inter-CS5D Account
Mirror afc in CSD A books Inter-CSD a'c in CS0 A books

Omnibus Account

The CSD Account Link can additionally be
defined per participant account. The shown
configuration is set up as default for every
participant account not defined individually.




External-CSD Settlement

T3

TARGET = -SECURITIES

&

D QO OVIRE

Screen Executing Party Reference (ref. UHB v2.0)

6 | Create CSD Account Link | Account Link | Investor CSD B

2.5.3.2 CSD Account Link - New/Edit Screen

SECURITIES | CASH SERVICES i STATIC DATA MONITORING ‘

A

+ Slatic Data = Securiies Account * CSD Account Links » Edit C5D Account Link
Investor C5D B

CSD Account Link

Investor Technical Issuer
Parent BIC BIC Parent BIC BIC
T25 BIC CSD B BIC C50B BIC Ext. CSDE BIC ;
Valid From Valid To
20M0-01-01 .
CSD Participant Account External C5D Participant Account
Mirror Account Inter-CSD Account
Mirror afc in CSD B books Inter-CS0 a'c in CS0 B books

Omnibus Account

The CSD Account Link can additionally be
defined per participant account. The shown
configuration is set up as default for every
participant account not defined individually.




External-CSD Settlement
T3

N, g . ' .-'
%

2.5.1.3 Eligible Counterpart CSD -

Counterpart CSD Link | Counterpart Link New/Edit Screen 7
= ;_.Il'
SECURITIES : CASH SERVICES _ STATIC DATA | MONITORING #
& Static Data * Paries = Eligible Counterpart CSDs =  Edit Eligibie Counterpar CSD S Ha ."r
Investor CSD A e
Eligible Counterpart CSD % .ﬂ"
Walid From Valid To
2010-01-01 ;
?‘#
-
1Westor
Inverstor Parent BIC Investor BIC ;
T25 BIC CSD A BIC [
Eligible Counterpart CSC
Eligible Counterpart CSD Parem BIC Eliggibale Counterpart C5D BIC
T25 BIC CsD B BIC
Eligibiility Type
Eligibility Type
lsguer CSD
Issuer Parent BIC Issuer BIC

CSD A BIC Ext. CSD | BIC



External-CSD Settlement
T3

N, g . ' .-'
%

2.5.1.3 Eligible Counterpart CSD -

Counterpart CSD Link | Counterpart Link New/Edit Screen 7
= ;_.Il'
SECURITIES : CASH SERVICES _ STATIC DATA | MONITORING #
& Static Data * Paries = Eligible Counterpart CSDs =  Edit Eligibie Counterpar CSD S Ha ."r
Investor CSD B e
Eligible Counterpart CSD % .ﬂ"
Walid From Valid To
2010-01-01 ;
?‘#
-
1Westor
Inverstor Parent BIC Investor BIC ;
T25 BIC CsDB BIC [
Eligible Counterpart CSC
Eligible Counterpart CSD Parem BIC Eliggibale Counterpart C5D BIC
T25 BIC CSDA BIC
Eligibiility Type
Eligibility Type
lsguer CSD
Issuer Parent BIC Issuer BIC

CSD A BIC Ext. CSD | BIC
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=] How to change the SME

TARGET = -SECURITIES

Change of SME occurs only in exceptional cases such as migration. The assumption is that
the date of the change of the SME will be known well in advance, allowing the update of static ‘%,
data to be performed before having instructions with ISD after the change of the SME (hence, Fx
preventing the cancellation of instructions during revalidation) F;“

-~
_________________________ i
[ i —lssuer C5D Link {reda.045) | SME: No--—-—-—-—- il
I ————— —Canfirm CSD Link {reda.047) - —- —-—-—-—-—- —
L] ! :Il'ﬂesﬁage sent for CSDE Jl Ext. Issuer
_________________________ CSDE
Investor [ —investor C50 Link to CSD E (reda.045) | SME: Yes————»
CSD A — Confirm C5D Link to C5D E (reda.047)——— Migration of CSD E to T25 A /
M — — — —— ——————————————————— 1 - Y
: ————Amend lssuer CS0 Link (reda.046) | Valid To: CD——— [ t S -\
Q - Confirm SO Link {reda.047)
E W Messagesentfor CSDE |,
=
T r—Amend Investor £SO Link to CSD E {reda.046) | Valid Te: CD—— Int. lssuer
CSD A — Confirm C50 Link to C50 E (reda.047)———— CSD E
“No SME” “New SME"
—Issuer C5SD Link (reda.045) | Val. Fr.: CO+1; SME: Yes
—————————Confirm CSD Link {reda 047} ————————
——Investor CSD Link to CSD E (reda.045) | Val. Fr.: CD+1; SME: No—

v \ fg———— Confirm C5D Link to €50 E (reda.047)}———8 /
CD = Current Day

« All the changes to the static data are executed before revalidation is triggered

« Before changing the SME, the old links have to reach a valid to date
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